J Appl Math Comput (2010) 33: 305-325
DOI 10.1007/s12190-009-0288-8 JAMC

Dynamical behavior for an eco-epidemiological model
with discrete and distributed delay

Xiangyun Shi - Xueyong Zhou - Xinyu Song

Received: 11 November 2008 / Revised: 12 April 2009 / Published online: 20 May 2009
© Korean Society for Computational and Applied Mathematics 2009

Abstract In this paper, the dynamical behavior of an eco-epidemiological model
with discrete and distributed delay is studied. Sufficient conditions for the local as-
ymptotical stability of the nonnegative equilibria are obtained. We prove that there
exists a threshold value of the feedback time delay t beyond which the positive equi-
librium bifurcates towards a periodic solution. Using the normal form theory and
center manifold argument, the explicit formulae which determine the stability, the
direction and the periodic of bifurcating period solutions are derived. Numerical sim-
ulations are carried out to explain the mathematical conclusions.
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1 Introduction

Ecology and epidemiology are major fields of study in their own right but there are
some common features between these system. It is very important both from the eco-
logical and mathematical points of view to study ecological systems under the influ-
ence of epidemiological factors. The study of ecological systems with the influence
of epidemiological parameters is termed as eco-epidemiology. The relevant literature
on this field is now very rich [1-3]. Hadeler and Freedman [4] were probably the
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first to describe a predator-prey model where the prey is infected by a parasite, and
in turn infects the predator with the parasite. After the pioneering work of Hadeler
and Freedman [4] quite a large number of papers were published on the predator-
prey system with infection in the prey [5—7]. Xiao and Chen [8] claimed that they
were the first to formulate and analyze an eco-epidemiological model with time de-
lay. But, to the best of our knowledge, very little attention has been paid so far to an
eco-epidemiological model with distributed delay. In this paper, we will consider an
eco-epidemiological model with discrete and distributed delay.

The following assumptions are made in formulating the eco-epidemiological
model:

We have two populations:

1. The prey, whose total population density is denoted by N.
2. The predator, whose population density is denoted by P.

We make the following assumptions:

(A1) In the absence of infection and predation, the prey population density grows lo-
gistically with carrying capacity K (K > 0), an intrinsic birth rate constant r (r > 0)
and the feedback time delay of the prey to the growth of the species itself 7 (> 0)

[9-11]
ds S(t—1)
as _rs(1_7K ) (L1)

It has been suggested that (1.1) can be used to model the dynamics of a single species
population growing towards a saturation level K with a constant reproduction rate r;
the term 1 — % in (1.1) denotes a density dependent feedback mechanism which
takes T unites of time to respond to changes in the population density represented
in (1.1) by S(z).

(A2) In the presence of disease, the total prey population N are divided into two dis-
tinct classes, namely, susceptible populations, S, and infected populations, /. There-
fore, at any time ¢, the total density of prey population is

Nt =S@)+1(1). (1.2)

(A3) We assume that only susceptible prey S are capable of reproducing with logistic
law (1.1); i.e., the infected prey / are removed by death (say its death rate is a positive
constant c), or by predation before having the possibility of reproducing. However,
the infective population [ still contributes with S to population growth toward the
carrying capacity.

(A4) We assume that the force of infection at time ¢ is given by bS1, where b is the
average number of contacts per infective per day. Hence, the ST model of the infected
prey is:

(1.3)

S=rs(1 -3y —bsI,
[ =bSI—cl.
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(As) It is assumed that predator can distinguish between infected and health prey.
Since prey population are infected by a disease, infected preys are weakened and
become easier to catch. For example, infected fish are much easier catch than healthy
fish. We get a more realistic model if we take into account that the predators’ growth
rate at present depend on past quantities of prey and therefore a continuous weight (or
density) function f introduced whose role is to weight moments of the past. Function
f satisfies the requirements:

f(s=>0,)s € (0,400), /OO f(s)ds =1, (1.4)
0

and 7 (¢) is replaced in the growth rate of prey by its weighted average over the past

t
Q) =/ I(s)f(t —s)ds. (1.5)

This means that the time average of prey quantity over the past has the same fading
influence on the present growth rates of different predators. The simplest choice is
f(s) =8e%, with § > 0. This function satisfies the condition (1.4) and now

t
o@t) = / 1(s)8e 209 gs. (1.6)

We call this choice of f exponentially fading memory, see in [12, 13]; later in [14].
(Since f is the probability density of an exponentially distributed random variable,
the probabilistic interpretation is obvious.) The smaller § > 0 is the longer is the time
interval in the past in which the values of I(#) are taken into account, i.e. % is the
“measure of the influence of the past”.
From the above assumptions we have the following model:
45 —rs(1 — 32— psi,
4l =pSI —cI —alP, (1.7)

AP = p(~d+h [ 8I(s)e”*(=ds),

where S(¢), I(t) and P(t) denote the quantities of sound prey, infected prey and
predator, respectively. K (> 0) is the carrying capacity, r(> 0) is the intrinsic birth
rate, T > 0 is the feedback time delay of the prey to the growth of the species itself,
b(> 0) is the transmission coefficient, a (> 0) is the capturing rate, 2 (> 0) denotes the
product of the per-capita rate of predation and the rate of conversing prey into preda-
tor, c(> 0) and d(> 0) are the death rate of infected prey and predator respectively.
The integro-differential system (1.7) can be transformed [12, 13] into the system

of differential equations on the interval [0, 4+-00)

45 = rs(1— 20y — bsI,

4l = pSI —cl —alP,

dpP
dP — 4P +hPQ,

49 — 5(1 - Q).

(1.8)
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We understand the relationship between the two systems as follows: If (S, I, P) :
[0, +00) — R3 is the solution of (1.7) corresponding to continuous and bounded
initial function (S, I, P) : (—00,0] — R3, then (S, 1, P, Q) : [0, +00) — R* is
a solution of (1.8) with S(0) = S5(0), 1(8) = I(8), P(0) = P(9), and Q(9) =
ffoo S1(s) exp(—48(0 — s))ds, 6 € [—7, 0]. Especially,

0
0(0) =/ 81(s) exp(8s)ds.

Conversely, if (S, I, Q, P) is any solution of (1.8) defined on the entire real line and
bounded on (—o0, 0], then Q is given by (1.1), and so (S, I, P) satisfies (1.7).

System (1.8) has to be analyzed with the initial conditions ¢ = (¢1, ¢2, @3, P1)
defined in the space

C* ={¢ € C(—,01, Ry,) : $1(0) = S(0), $2(0) = 1 (6),
$3(0) = P(0), 94(6) = Q(0)},

where S(0) >0, I(#) >0, P(®) >0, Q) >0, 0 € C([—r,0], R3+); C([—r,0],
Ré’ ) is the space of vector valued continuous functions and is a mapping from
[—7.0] to Ry, (R§, ={(S.1,P,Q) € R*:S.1,P,Q >0)}). It can be shown that
all solutions of the system in CT, remain in C*. Thus, C* is positively invariant
and it is sufficient to consider solutions in C™T. In this region, the usual existence,
uniqueness and continuation results hold for system (1.8).

The organization of the paper is as follows: Section 2 is devoted to studying the
dynamical behavior of the linearized system around each of the equilibria. In Sect. 3,
we study the dynamical behavior of the endemic equilibrium, and we present the local
stability of the endemic equilibrium and the existence of Hopf bifurcation around the
endemic equilibrium. In Sect. 4, the direction of Hopf bifurcation and the stability
and period of bifurcating periodic solutions on the center manifold are determined. In
Sect. 5, some numerical simulations are performed to illustrate the analytical results
found.

2 Equilibria

We now find all biologically feasible equilibria admitted by system (1.8) and study
the dynamics of the system around each equilibrium.

If(Hy): pK —c >0, bKgr — b*Kd — chr > 0 holds, system (1.8) has the following
nonnegative equilibria:

Ep(0,0,0,0), Ei(K,0,0,0),

¢ r(bK —c¢) r(bK —c)
Ex| —, ,0,
b’ b2K b’K

) and E3(S*, I* < P*, 0%),
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where

_KGr—bd) . _d . bKhr—b’Kd—chr
T T h B

S*
h’ ahr

. Q=

d
5

B Let E (S’ 1, P, Q) be any arbitrary equilibrium. The Jacobian matrix evaluated at
E leads to the following characteristic equation:

F—t8 bl — 8¢ —b§ 0 0
bl bS—c—aP — —al 0 _0
0 —-d+hO—xr  hP '
) 0 —5—A
2.1
For equilibrium Ey = (0, 0, 0, 0), (2.1) reduces to
r =2 (—c—A)(=d —1)(=8 —-1)=0. 2.2)
Clearly, Eo(0, 0, 0, 0) is unstable.
For equilibrium E(K, 0,0, 0), (2.1) reduces to
(—re T = )(BK —c —A)(—=d —2)(—=8 — 1) =0. 2.3)
Since bK — ¢ > 0, E{(K, 0, 0, 0) is unstable.
For equilibrium E;(§, “2529 0, Z2229) (2 1) reduces to
rh(bK —c¢) , FC rc(bK —c)
—d 4+ ——— A (== F+ —e A —— ) =0. (24
< Tk >( )< Tk Mt Tk 24

. . _Kd—
It is clear that (2.1) has the characteristic root A = W

unstable.

> 0, E; is also

3 Dynamical behavior of endemic equilibrium E3

In this section, we will consider the dynamical behavior of endemic equilibrium E3.
Some conditions for Hopf bifurcation around equilibrium E3 to occur are obtained
by using the time delay t as a bifurcation parameter.

For endemic equilibrium E3(S*, I'* < P*, 0%*), (2.1) reduces to

e 0 —bS* 0 0
bI* -\ —al* 0 —0
0 0 —%  hP* | 7
0 ) 0 —5—A
1.e.,
M4 aind +aor® +azh + (0122 + bar* + by)e T =0, 3.D
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where
ay =34,
ar = b2S*I*,
az = aShl* P* + b*8S*I*,
S*
bl = r—a
K
rS*68
by = ,
2Tk
rS*

by = —aShI* P*.
K

In addition, in view of Routh-Hurwitz criteria, we can easily know that all roots
of (3.1) with T = 0 have negative real parts if the following condition holds:

(H»): aras + brasz > ajaq and brap + b1by > as.

Let us consider 7 # 0 and assume A(t) = u(r) + iw(t), where u(t), w(tr) € R.
Substituting A(t) = u(r) + iw () and rewriting (3.1) in terms of its real and imagi-
nary parts, we obtain

u + ot — 6ulw’ + ai (u3 — 3ua)2) + az(u2 — wz) + azu
= e T —bi[(u® = 3uw?) cos(tu) + Gulw — @) sin(tw)]
— bg[(u2 — a)z) cos(tw) 4+ 2uw sin(tw)] — b3 cos(tw)}, (3.2a)
and
4ua)(u2 — a)z) +ay (3u2a) — a)3) + ar Quw) + azw
= e " —bi[(—u® + 3ue?) sin(tw) + Bu’w — »’) cos(tw)]
— bo[(—u? + @?) sin(tw) + 2uwcos(tw)] + by sin(rw)}.  (3.2b)

Let 7* be such that u(t*) =0 and w(t*) = w(z*), then (3.2a) and (3.2b) reduce
to

0™ — 0™ = (hyw*? — b3) cos(t*w™) + biw* sin(t*w*), (3.32)

and
—a10* + a30* = b1w* cos(t*w*) + (b — bao}?) sin(r*w*). (3.3b)
By squaring and adding, it follows that
0* (@ —2a; — b w*® + (a2 —2a1a3 — b3) 0™ + (a3 +2byb3) ™ — b = 0. (3.4)
Suppose that w™* is the last positive simple root of (3.4). We shall now show that

with this value of w*, there is a T* such that u(t*) = 0 and w(z*) = w*. Given o*,
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(3.3a) and (3.3b) can be written as

U = dcos(t*w™) + ¥sin(t*w®), (3.5a)
and
V =Wcos(t*w*) — ®sin(t*w™), (3.5b)
where
®=byw?—b;,  W=bo*,
U =" —ao?, V= —a10® + az0*,
O+ WP =U’+V>=H>
where H > 0.

The equations
®=Hcosf and V¥ = Hsin0 3.6)

determine a unique 0 € [0, 27r). With this value of 6,

H cos(t*w*) cos@ + H sin(t*w*) sinf = U, (3.7a)
and
H cos(t*w*) sind — H sin(t*w*)cosd = V. (3.7b)
Hence,
Hcos(t*w* —0)=U, (3.8a)
and
Hsin(t*w* —0)=-V. (3.8b)

Equations (3.8) determine 7*w* — 6 uniquely in [0, 27), and hence, t™ uniquely in

[a%, 0';3”). To apply the Hopf bifurcation theorem as stated in [15], we state the

following lemma.

Lemma 3.1 [16] Suppose the equation (3.4) has at least one simple positive root and
™ is the last such root. Then, iw (t*) = iw* is a simple root of (3.1) and u(t) +iw(t)
is differentiable with respect to T in a neighbourhood of T = t*.

Next, to establish Hopf bifurcation at T = t*, we need to verify the transversality
condition

du
— #0.

dt | o

Differentiating equations (3.2) with respect to 7, setting u = 0 and @ = w*, solving
for j—’;lr:r* and g—'; |r=¢*, and using (3.3) we obtain

{Flj—mm* + 12920 s = — 05 + @0, 39)

d d
T2% | rmpr — D192 e = —a1 W + a3 W2,
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Here
I = —40™ + 200" + 5 (—a10™ + ai30%) + 3b10*? sin(t*w®)
+ 2brw* cos(t*w™),
M = —3a10* + a3 + (0™ — w0 + 2bro* sin(r*w*) — 3bjw*? cos(t*w™).
Hence

du 1 ¥2r 4. 56 4, 2 2
ke — 40* 4+ 30 (a7 —2a> — b
ac|._.. F%+F§{w [4w ™ (aj 2 —by)

+ 20" (a3 — 2a1a3 — b3) + a3 + 2bybs]}, (3.10)

dow 1
— {a)*3[—r*a)*6+a)*4(2a2‘r* —Clz‘[* —a))
dt |, T24T2 !

+ w*2(3a3 — a%r* + 2(11031'* + b1by — arap)
— ara3 — a3 — 3b1b3]}. (3.11)

Clearly, F% + F% > 0 as iw(t*) is a simple root of (3.1). Let ¢ = w*2, then (3.4)
reduce to v(¢) = 0, where

v(¢) =¢* + (a} —2ar — b})&* + (a3 — 2a1a3 — b3)S? + (a3 + 2bab3) s — b3.

Hence,

v 3 2,02 o 32 2 ) 2
d§—4§ +3¢%(ay — 2az — by) +2¢(a; — 2a1a3 — b3) + (a5 + 2byb3). (3.12)

If w*? is the first positive simple root of (3.4), then

dv

— 0.
dc ~

g:w*Z

Hence, using (3.9) and (3.10) we deduce that

du

— 0.
dt -

T=1*

Theorem 3.1 Suppose that (3.4) has at least one simple positive root and w* is the
last such root. Then, there is a Hopf bifurcation for the system (1.8) as T passes
upwards through t* leading to a periodic solution that bifurcates from E3.

Next, we shall give the sensible conditions that the Hopf bifurcation occurs around
equilibrium Ej3. Firstly, we need the following important lemma.

Define fi = a} —2a, — b3, f» =a? —2ajas — b3, f3 = a2 +2byb3, f4=—b3
and ¢ = a)’l"2 then (3.4) becomes

s*+ fAicd+ h?+ fic+ fa=0.
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Lemma 3.2 [16] If f4 <O, then the quartic equation

() =t + f15’ + fors? + fas + f4=0
has a strictly positive triple root B1 if and only if

(D) 3f7 =8

2) fi<Oor f><0;

(3) P satisfies the equation 68> +3 18+ f» =0;
@) f3=p73f1+8p1); and

(5) fa=Bi(—fi =3B

We also need the following mild condition.

Condition 1 Either

) 8f2>3fF;
(i) f1 =0and f> >0;or
(i) if 3f12 > 8 f> and also either f1 < 0 or f> < 0, then if 8; is a strictly positive
root of the quadratic equation, 682 43 f1 8 + f» =0, either f3 # ,312(3f1 +881)

or fu# Bi(—fi —3B1).

Equation (3.4) has at least one positive real root for a)*fz. By Lemma 3.2, this is a
simple root if Condition 1 is satisfied. Thus, from Lemma 3.1 and Theorem 3.1, we
can get the following theorem.

Theorem 3.2 Suppose that (Hy), (H2) and Condition 1 hold. Then, there is a Hopf
bifurcation for the system (1.8) as T passes upwards through t{" leading to a periodic
solution that bifurcates from E3.

4 Direction and stability of the Hopf bifurcation

In Sect. 3, we obtain the conditions under which a family of periodic solutions bi-
furcate from the positive equilibrium E3 at the critical value of 7*. As pointed out
in Hassard et al. [17], it is interesting to determine the direction, stability and period
of the periodic solutions bifurcating from the positive equilibrium E3. Following the
ideas of Hassard et al., we derive the explicit formulaes for determining the prop-
erties of the Hopf bifurcation at the critical value of t* by using the normal form
and the center manifold theory. Throughout this section, we always assume that sys-
tem (1.8) undergoes Hopf bifurcation at the positive equilibrium E3(S*, I'*, P*, 0*)
for T = t*, and then +iy* is corresponding purely imaginary roots of the character-
istic equation at the positive equilibrium E3(S*, I'*, P*, O*).

Letx; (1) = S(t) — 8%, x2(1) = [ (1) — I*, x3(1) = P(1) — P*, x4(t) = Q(1) — Q%,
Xi@®)=x;(zt), (i =1,2,3,4), Tt = t* + u, system (1.8) is transformed into an func-
tional differential equation (FDE) in C = C([—1, 0], R*) as

dx

= L) + £ x), @D

@ Springer



314 X. Shi et al.

where x (1) = (x1 (1), x2(t), x3(t), x4(t))T e R*and Liu: C — R, f: Rx C — R are
given respectively by

0 —bS* 0 0 $1(0)
bI* 0  —al* 0 $2(0)

Lu@=C"+w|, 0 0  hP*||¢3(0)
0 8 0 —5) \¢(0)
550 0 0\ [é1(=1)
+ @+ g g 8 g ﬁjﬁji ’ “4-2)
0 0 0 0) \¢a(=D
—291(0)¢1(=1) — bp1(0)2(0)
bp1(0)2(0) — ag2(0)¢3(0)
flu, ) =@+ p) " (]:¢3(0);(?(2)) " ' -
0

By the Riesz representation theorem, there exists a function 1 (6, u) of bounded vari-
ation for 0 € [—1, 0], such that

0
LM¢=f1dn(0,0)¢>(6’) 4.4

for ¢ € C.
In fact, we can choose

0 —bS* 0 0
bI* 0 —al* 0

_ *
0 ) 0 -4
S*

—52 0 0 0

. 0 00 0
- 5@ +1), 4.5
(54w 0 00 0 @+1 4.5)

0 0 0 O

where § is the Dirac delta function. For ¢ € C'([—1, 0], R*), define

4e0) 6 c[—1,0),
Awe=1{ ¢
[ordn(u, $)¢(s), 6=0,
and
o, 0 el—1,0),
R(“)¢‘{f(u,¢>, 6=0.
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Then system (4.1) is equivalent to
).Ct = A(,u)xf + R(,u)x,, (46)

where x;(6) =x(t +6) for6 € [—1, 0].
For ¢ € C1([—1, 0], (R*)*), define

L), s€ (0,11,

A*r(s) =
ve {ffldnT(t,OM/f(—t), 5 =0,

and a bilinear inner product

0 (6
<¢(S),¢(9))=W(0)¢(0)—/1/£ OW(C —0)dn(0)¢()d¢, 4.7)

where n(0) = n(6, 0). Then A(0) and A* are adjoint operators. By the discussion in
Sect. 3, we know that £iw*t* are eigenvalues of A(0). Thus, they are also eigenval-
ues of A*. We first need to compute the eigenvector of A(0) and A* corresponding
to +iw*t* and —iw™t*, respectively.

Suppose that ¢(0) = (1, a, B, ¥)T ¢! 7% is the eigenvector of A(0) correspond-
ing to +iw*t*, then A(0)g(0) = iw*t*q(0). It follows from the definition of A(0)
and (4.2), (4.4) and (4.5) that

iw* + e pst 0 0

0
—bI* [ w* I* 0
- o w0 !
0 0 iw* —hP* 0
0 5 0 iw*+6 0
_ow_rS* —iw*r*
Thus, we can easily obtain ¢(0) = (1, @, B, y)T, where o = %, Yy =

S, B= hP* y. Similarly, let g*(s) = D(1, *, 8%, y*)ei“’*f*s be the eigenvec-

iw*+6 iw*

tor of A* corresponding to —iw*t*. By the definition of A* and (4.2)-(4.4), we
ok rS* iw¥r* % %

can compute a* = %, B* = %a*, * = i;’ifaﬂ*. In order to assure

(g*(s),q(®)) =1, we need to determine the value of D. From (4.7), we have

(q*(s), q(0))
=D(1,a% B yH (1L, B, )"

0 ro
_/ / DA, %, B, yH)e T CDdn@) (1, a, B, ) el dg
-1J¢=0

0 s Kk
5{1+a5+/3§+ VF—/ (1, 0%, B*, y%)0e' " gdn(G)(l,a,ﬂ,V)T}
-1

D{l+aa*+,3ﬂ*+yy*—r*e’“’ t r?}
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Thus, we can choose D as

1
= — — — PP
1+0l05*+/3/3*+]/')/*—f*€ iw*t ”K

In the remainder of this section, we use the same notations as in [18], we first
compute the coordinates to describe the center manifold Cqy at u = 0. Let x; be the
solution of (4.6) when . = 0. Define

Z(t) =(q", x1), W(z,0) =x,(8) — 2Re{z(1)q (0)}. 4.8)
On the center manifold Cy we have
W(t,0) =W(z(),z(t),0),

where
22 72 3
W(z,z,0) = Wzo(Q)E + Wi (0)zz + Woz(G)E + W30(9)€ +- 4.9)

z and 7 are local coordinates for center manifold Cy in the direction of ¢* and g*.
Note that W is real if x; is real. We only consider real solutions. For solution x; € Cy
of (4.6), since u = 0, we have

z2(1) =iw*t 2+ g*(0) (0, W(z,Z,0) + 2Re{zqg(0)}) = iw*t*z + ¢*(0) fo(z, 2).
We rewrite this equation as
) =iw T z(t) + (2, 2),

where
o — _ 22 _ 72 %z
8(z,2) =q*(0) fo(z,2) = 8207 +g11zz+ 80— + 821 3 +---. (4.10)
It follows from (4.8) and (4.9) that
X (0) = W(t,0) — 2Re{z(t)q (1)}

2 22
< - < sk
= Wzo(@)? + Wi (0)zz + W02(9)? +(1,a, B, J/)Te”" w0,

+1a B p)Te T4 @.11)
It follows together with (4.3) that

8(z.2) = q*(0) fo(z, 2)
=q*(0) £ (0, x,)
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- %xlt (0)x1:(=1) — bx1,(0)x2 (0)
bx1;(0)x2: (0) — ax2;(0)x3;(0)
hx31(0)x4:(0)

0

=1 D(1,a*, B*, )

2
= I*B[Z +i+ Wz%)(O)%
- W 2 3
+ W 0)zz + Wy, (0)? +o0(|(z,2)°])
r ko P Kk (1) 22 (1) =
X {_E e Tz T 24 Wy, (—1)3 + W, (=Dzz
o) Z2 -3
+ Wy, (—1)? +o(l(z,2))
- b[az taz+ w<2>(0)— + WD O0)zz+ W (0)— +o(l(z, D) )]}
.o 2) Zz
+ t*Da* [az +az+ Wy, (0)?
+ WP )2z + Wy (0)— +0(1(z.2)| )]
x {b[z +z+ Wz((l))(O) + W P02z + W(“(O)— +0(/(z, 2| )]
3) 2 3 3) 2
—a[ﬁz+ﬂz + WS >(0)— + W02z 4+ W, >(0)— +0((z, 2| )“
* Ty 2 2= 3) Z2 3) =
+ T D,B*h[ﬂz + ﬂZ + WZO (0)? + Wll (O)ZZ
SN -3
+ Wp (0)3 +o(l(z,2))

2
[yz +yz+ szé’ (0)— + W(4) 0)zz

=2
< _
+ Wég)(())? +0(|(Z,Z)|3):|. (4.13)
Comparing the coefficients with (4.10), we have

820 = 2t*5|:—%eiw*r* —ab + aa*b — aa*af + ,B,B_*hr],
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gl = Zt*ﬁ[—%Re{e_i“’*f*} — bRe{a} — a*bRef{a}

— a*aRe{a B} + ﬂ_*hRe{,B?}i|,
gmzzﬁﬁ{—%dﬁﬁ—&b+&@%—&&mﬂ+5@%ﬁ,

_ e ab

&lzf*D[<—%fo +aw%)wg?my-%gdw§«nwgk—n

+ (@b — b — aa*B)WL(0)

+ (Brhr — aara) W ) + BB RSP 0)

o k% -
n <—2?e T _ 2y 4 2aa*b> WP 0)
+2W P (= 1) + (=2b + 2ba* — 2a*aB)W? (0)

+ (—2aa*a + 26 W 0) + 286+ W (0).

Since there are Wyp(0#) and Wi1(0) in go1, we still need to compute them.
From (4.6) and (4.8), we have

W=x—z2qg—12q
{AW—ZRe{q_*(O)foq(G)}, 0 e€[-1,0),
AW —2Re{q*(0) fog (D)} + fo. 6 =0,

£ AW+ H(z,Z,0),
(4.14)
where
2 =2

H(z,7,0) = H20(9)% + Hyy(0)27 + Hoz(G)% T (4.15)

Substituting the corresponding series into (4.14) and comparing the coefficients, we
obtain

(A =2i0*t*)Wp(0) = —Hyy, AW 1(0)=—Hyij, ... (4.16)
From (4.14), we know that for 0 € [—1, 0),
H(z,Z,0) = —¢*(0) fog (8) — ¢*(0) fog (6) = —g(z,2)q(0) — g(z, )3 (0). (4.17)
Comparing the coefficients with (4.15) gives that
H0(0) = —8209 (0) — 8029 (0), (4.18)
and

Hy1(0) = —g119(0) — g119(0). 4.19)
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From (4.16), (4.18) and the definition of A, it follows that
Wao = 2iw*t* W0 (0) + 8204 (0) + 202 (6).
Notice that ¢(0) = (1, &, B, ¥) T ¢!®" 7% hence

ngO (O)eiw*‘[*e_‘_ lg02 é(o)e—iw*T*G_I_Eleziw*‘[*Q’ (420)

q
w*T* 3w*T*

W20(0) =

where E| = (EE]), E;z), E?), EYL)) € R* is a constant vector. Similarly, from (4.16)
and (4.19), we obtain

i ek ig
811 q(o)elwt9+ 8

w*T* w*

Wi (6) =—

TI*Q(O)e*"w*T*Q + Es, (4.21)

where E) = (Eél), Eéz), Ef), E§4)) € R* is also a constant vector.
In what follows, we shall seek appropriate £ and E;. From the definition of A
and (4.16), we obtain

0
/ ] dn(0)Wao(0) = 2iw* t* W20 (0) — Hao(6), (4.22)

and

0
/1d77(9)W11(9)= —H11(0), (4.23)

where 1(0) = (0, 6). By (4.14), we have

ro—iw*t*

—xe —ab
_ - " ab —aap
Hyo(0) = —£209(0) — 8204 (0) + 27 Shr , (4.24)
0
and
— £ Re{e @7} — bRefa}
Hi1(6) O = g1go) 2t | TPRele) —aReleh) (425)
110) = —g11qW) — g11q T _ : :
hRe{By}
0
Substituting (4.20) and (4.24) into (4.22), we obtain
—%e*i‘”*r* —ab
0 . ab —aa
<2a)*t*1 —/ 2T 9d17(c9))E1 =27* P ,
-1 Bhr
0
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which leads to
2iw* + %e—iw*fk bS* 0 0 _%e—iw*r* — b
—bI* 2iw*  al* 0 ab —aap
E =2 ,
0 0 2iw* —hP* Bhr
0 -8 0 2iw* +§ 0
where
2iw* + LTl pgr 0 0
A —bl* 2iw*  al* 0
B 0 0 2iw* —hP*
0 = 0 2iw* +§
It follows that
—reT T —gb  bS* 0 0
£ _ E ab — aap 2iw*  al* 0
N Bhr diw*  —hP*
0 0 2iw™ 46
2iw* + BT Lol _gp 0 0
£ _ 2 —bI* ab —aap al* 0
oA 0 0 2iw*  —hP* |
0 -6 0 2iw* 4§
2iw™ + %eiiw*t* I emio" Tt _yp 0
N 0 Bhr —np* |
0 0 2iw™ 46
2iw* + %e‘iw*’* 0 — L i T _
@ _ 2 —bI* al* ab —aap
N 0 Diw* Bhr
0 0 0

Similarly, substituting (4.21) and (4.25) into (4.23), we can get

5 ps* 0 0

K

—bI* 0 al* 0
0 0 0 —hP*
0 -5 0 8
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and hence
—TRefe™'®T"} —bRefa} bS* 0 0
g0 _ 2| —bRela}—aRefap) 0 al* 0
s hRe(B7) 0 0 —hp*’
0 -5 0 8
rS' _IRefe ) —bRefa) 0 0
g _ 2 |7bI*  —bRefa}—aRefwB}  al* 0
27N 0 hRe{B7) 0 —hp*|’
0 0 0 8
i bS* —%Rele T} —bRefa} 0
E® _ 2 |=bI* 0O —bRe{a} — aRe{a B} 0
Poajo o0 IRe(B7) P
0 ) 0 S
I bS* 0 —LRele”® T} — bRela)
g@_ 2 |=bI* 0 al*  —bRe{a}—aRefwp)
oMo 0 0 IRe(£7)
0 -5 0 0
where

£bs* 00
—bI* 0 al* 0
0 0 0 —hP*
0 -5 0 8
Thus, we can determine W5o(6) and W1 (0) from (4.20) and (4.21). Furthermore,
g21 in (4.13) can be expressed by the parameters and delay. Then, we can compute
the following values:

Al =

lg02l* | g2
0) = —2le11* = ozl
c1(0) Y <gzogn 1811l )
oy = — Re{c1(0)}
Re{)/ (%)} (4.26)

B2 =2Re{c1(0)},

_ Im{c1(0)) + polm(' ("))
w*t* )

=
By the result of Hassard et al. [17], we have the following:

Theorem 4.1 In (4.26), the sign of  determined the direction of Hopf bifurcation:
if uo > 0 (u2 < 0), then the Hopf bifurcation is supercritical (subcritical) and the
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bifurcating periodic solution exist for T > t* (t < t*). By determines the stability of
the bifurcating periodic solution: the bifurcating periodic solution is stable (unstable)
if Bo <0 (B2 > 0) and T, determines the period of the bifurcating periodic solution:
the period increase (decrease) if T, > 0 (T> < 0).

5 Numerical simulations

From Theorems 3.2 and 4.1, it follows that the feedback time delay T may lead to
oscillatory behaviors of the prey and predator populations. When the feedback time
delay 7 crosses t* left (82 > 0), the prey and predator populations will periodically
oscillate near t*, while the populations will be stabilized at T* when t crosses t*
from right (82 < 0).

In order to check our computation for Theorem 4.1, we perform some numerical
simulations. Let r =2, b =0.5, K =100, c=09,a=2,d =03, h =04, § =2.
We consider the following system:

s _og(1 —3U=Dy _ 0597,

dr — 100
4l —0.551 —0.91 —21IP,
(5.1
4P = 03P +0.4PQ,
49 — 21 - Q).

The initial conditions are S(0) = 60, 1(0) =1, P(0) =20, Q(0) = 1. By computing,
we get the positive equilibrium E3(81.25,0.75, 19.8625, 0.75). The parameters sat-
isfy the conditions indicated in Theorem 3.2. We also can know w* = 4.017622584
and ¥ = 0.2383864215. Hence, we can say that as 7 increases, stability switch may
occur. The value of t where stability switch occurs is t* = 0.2383864215, which
can be easily calculated using (3.1). Hence, by Butler’s lemma, E3 remains stable
for t < 7*(=0.2383864215). In the following, we mainly consider the direction and
stability of Hopf bifurcation at T = t*.

From Lemma 3.1 and Theorem 3.1, we can obtain that the characteristic equation
of (5.1) at E5(81.25,0.75, 19.8625, 0.75) has two simple roots +iw* for t = t* and
the other roots A # +i®* have non-zero real parts. Furthermore, if T € [0, 7¥), all the
characteristic equation of (5.1) at E3(81.25,0.75, 19.8625,0.75) is locally asymp-
totically stable. At T = t*, Hopf bifurcation occurs for system (5.1). We also obtain
A (%) =0.54729415 — 1.56842451i, ¢1(0) = 0.84276562 — 2.54815512i. From the
formulaes (4.26) in Sect. 4, w2 < 0, B2 > 0 and T, > 0. Therefore, we conclude that
the bifurcation occuring at critical value t* takes place when t crosses t* to the left
(subcritical) and the bifurcating periodic solution are unstable. We obtain the numer-
ical results by meas of the software Matlab (See Figs. 1 and 2).

Last, we will perform some numerical simulations to show the importance of para-
meter 8. Letr =2, K =100, =0.5,¢=0.9,a=2,d=0.3,h=0.6, t =0.25. The
initial conditions are S(0) = 60, /(0) =1, P(0) =20, Q(0) = 1. From the Figs. 3
and 4, We can observe that when § = 1.8 the three species coexist, i.e., E3 is asymp-
totically stable (Fig. 3); when § = 2.65 the three species periodically oscillate, i.e.,
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Fig.1 When 7 = 0.21, the positive equilibrium E3 is asymptotically stable
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Fig. 2 When t = 0.25 and is sufficiently near to t*, the bifurcating periodic solutions from the positive
equilibrium E3 occur and are unstable
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Fig. 3 Whenr =2, K =100, b=0.5,¢=09,a=2,d=0.3, h =0.6,  =0.25 and § = 1.8, the
positive equilibrium E3 is asymptotically stable
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Fig. 4 Whenr =2, K =100, 5=0.5,c=09,a=2,d=0.3, h=0.6, t =0.25 and § = 2.65, the
bifurcating periodic solutions from the positive equilibrium E3 occur
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Hopf bifurcation occurs around E3 (Fig. 4). That is to say that, there is an critical
value §*, when § < 8* the positive equilibrium is stable; when § > §* the positive
equilibrium is unstable and Hopf bifurcation occurs. How to get the critical value §*?
We leave it in the future.
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