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Abstract We consider discontinuous Galerkin (DG) approximations of the Maxwell eigen-
problem on meshes with hanging nodes. It is known that while standard DG methods pro-
vide spurious-free and accurate approximations on the so-called k-irregular meshes, they
may generate spurious solutions on general irregular meshes. In this paper we present a
mortar-type method to cure this problem in the two-dimensional case. More precisely, we
introduce a projection based penalization at non-conforming interfaces and prove that the
obtained DG methods are spectrally correct. The theoretical results are validated in a series
of numerical experiments on both convex and non convex problem domains, and with both
regular and discontinuous material coefficients.

Keywords Discontinuous Galerkin methods - Maxwell’s equations - Eigenvalue
problems - Mortar methods

1 Introduction

The theory of discontinuous Galerkin (DG) approximations of the Maxwell eigenproblem
with discontinuous material coefficients was developed in [7]. In that paper, under the as-
sumption of regular meshes (i.e., with no hanging nodes), necessary and sufficient conditions
under which a given DG method provides a spurious-free approximation for the Maxwell
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eigenproblem were identified. Numerical experiments reported in [6] showed that standard
DG methods provide accurate and spurious-free approximations of the Maxwell eigenprob-
lem also on some non-regular meshes, namely on k-regular meshes, where the hanging
nodes are regularly spaced (the theory of [7] could be easily extended to this case). On the
other hand, on general non-regular meshes they may generate spurious solutions, according
to the results reported in [18] and in [6].

In this paper we introduce a cure of this problem in the two-dimensional case. We take
inspiration from the literature about domain decomposition methods on non-matching grids,
and the main ideas come from the mortar method which provides optimal treatment of non-
conforming interfaces. We refer the reader to [4] for the definition of the method, and to
[3] and [2] for its extensions to electromagnetic problems. More precisely, we introduce a
projection-based corrections for the treatment of jumps across the non-conforming inter-
faces. The method we propose is related to the mortar-Nitsche method (see e.g., [13]) since
a suitable mortar projection of jumps across the non-conforming interfaces is penalized. We
adopt this approach instead of the classical mortar technique because it is more coherent
with the discontinuous Galerkin paradigms.

As far as the spectral theory is concerned, the main difference with respect to the setting
of [7] is that the inclusion of the discrete kernel into the continuous kernel of the Maxwell
operator is no longer valid. Therefore, we need to modify the theory of [7] in order to prove
that no pollution of the spectrum is generated by the mortar-DG method. On the other hand,
the result on the non-pollution of the eigenspaces is weaker that the corresponding one
of [7]: we can prove non-pollution of the eigenspaces for all the eigenvalues but the one
associated with the kernel of the Maxwell operator. We point out that some of the tools used
in our analysis are specific to the two-dimensional case and some preliminary numerical
tests not reported in this paper suggest that, in the three-dimensional case, a straightforward
extension of this method might present spurious solutions. Finally, our analysis applies also
to the case when conforming Nédélec elements of the second family are used away from the
non-conformity of the mesh. This means, in particular, that our analysis provides spectral
correctness also for a mortar-type discretisation of Maxwell equations.

This paper is organized as follows: the continuous Maxwell eigenproblem and its mortar-
DG discretisation are introduced in Sect. 2 and Sect. 3, respectively; the theoretical analysis
of the mortar-DG method is developed in Sect. 4; finally, in Sect. 5, numerical experiments
carried out on both convex and non convex problem domains, and with both regular and
discontinuous material coefficients are presented, demonstrating the theoretical results.

2 2D Model Problem

Let © be a simply-connected bounded Lipschitz polygon in R? with outward normal and
counterclockwise tangent unit vectors n and t, respectively, on d€2. Consider the eigenprob-
lem: find u # 0 and w such that

V x (u”'V x ) = w’eu,

with u -t =0, where p and ¢ are the magnetic permeability and the electric permittivity,
respectively. More precisely, € = £(x) is a second order, real, symmetric tensor-valued func-
tion satisfying

2
6,0 < Y 6 <e'(x) ae.inQ, VEeR, £ =1,

ij=1
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where ¢*, €, € L*(R2), whereas i = w(x) is a scalar function such that u, (x) = u(x) =
wr(x), with u*, ., € L>(R2); we assume that both infycg €, (x) and infycq @, (X) are strictly
positive. Finally, we assume that there exists a partition of 2 into Lipschitz subdomains such
that in each of them ¢ is smooth and u is constant.

We define, as usual, the following spaces of complex functions:

H(curl; Q) ={ve L*(Q)?: V xve L*(Q)},
Hy(curl; Q) ={ve H(curl; Q) : v-t=0o0n 02},
Ho(curl’; Q) = {v € Hy(curl; Q) : V x v=0},
H(div); Q) ={ve L*(Q)*: V- (sv) =0}.
We set
V = Hy(curl; Q), VO = Hy(curl’; Q), W =Vn Hdiv Q).

We denote by (-, -) the standard inner product in L(2)? given by (u, v) = fQ u-vdx,
and write L2(£2)* for the space L*(2)? endowed with the e-weighted inner product (u, v), =
Joeu-vdx. The L%-norm and the L2-norm are clearly equivalent, due to the assumptions
one.

We endow V with the seminorm |v|y = [|u~'/?V X v||o.q, the inner product (u, v)y =
(1'V xu, V x V) + (u, v), and the norm [[v||y = [|™">V x v|[§ o + lle"/2V][§ o

Define the (hermitian) bilinear forms a: VxV—Candb:V xV — C as

a(m,v)=(u 'V xu, V xv),
b(u,v) =a(u,v)+ (u,v),.

The variational formulation of the eigenproblem we are interested in is the following:
find (0 # u, w) € W x C such that

a(m,v) = w’(u,v), VYveW.
A standard way to discretise this problem consists in neglecting the constraint u € W

and adding a zero frequency eigenspace corresponding to the infinite-dimensional space V°,
leading to the following variational problem.

Problem 1 Find (0 #u,w) e V x C:
a(u,v) =w’(u,v), VveV.

For the purpose of the analysis, following [8], we introduce the following auxiliary eigen-
problem with positive definite operator.

Problem 2 Find (0 £ u,®) €V x C:
b(u,v) =a*(u,v), VveV.

The eigenvalues of Problem 1 and those of Problem 2 are such that @? = w? + 1; thus,
@° = 1 is an eigenvalue of Problem 2 with infinite multiplicity and associated eigenspace V.
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Define the solution operator A : L2(Q)?> — V as follows: given f € L2(Q)?, Af is the
(unique) element of V which satisfies

b(Af,v)=(f,v), VveV.

We have that A € £(L?*(2)?, V). Notice that (u, w) is an eigenpair of Problem 1 if and only
if (u, A = —'5) is an eigenpair of A.

Denote by 0(A) and p(A) the spectrum and the resolvent set (in the complex plane),
respectively, of the solution operator A. Finally, for any z € p(A), we define the resolvent
operator R,(A) = (z — A)~! from V to V.

3 The Mortar-DG Method

Let Q2 = ©; U €2, be a non-overlapping subdomain partition with simply-connected €2; and
Q», with interface I' = 32 N 9Qy; let 7,' and 7> be simplicial meshes of ©; and Q,
respectively, non-matching at I', and set 7;, = Thl U 7;,2. The mesh parameter 4 is defined as
h =maxger, {hg}, with hg = diam(K).

We assume u to be piecewise constant on 7, and ¢ piecewise smooth on 7. For the
minimal assumptions on the regularity of the components of &, we refer to [17, Sect. 4.2].

We denote by F} and F7 the sets of all faces (edges) of 7, and 7,2, respectively, which
donotlieonI', and by F} the set of all faces of 7,> which lieon I". On F}, := F} UFF U FT,
we define the mesh size function h € L*°(F},) by

h(x)=h;m(x) xef, feF,

where h ; is the diameter of f, and m € L*(F},) is defined as follows: if j1x is the restriction
of p to K, then m(x) = min{pt g+, g~} if X is in the interior of 3 KT N9 K ~, and m(x) =
if x is in the interior of dK N 9€2.

Introduce the DG finite element spaces:

Vi={ve L’ (Q)*: v, e PYK)* VK €T}, €>1

where P%(K) is the space of complex polynomials of total degree at most £ on K. We set
\'A = Vg, , and w! =W, i =1,2.
Define the DG trace spaces

@, ={y € L*(I): ¢, = (v-ty), forsome veV; and Vf € 7}
={y e LX) : ¥y, € P'(f) Vf € F})

and denote by ITj, 1 the L?(I")-projection onto &y, i.e., for any ¢ € @,

(o —Tlire)Yds=0 Vi € Py
Fh

If K~ and K™ are two adjacent elements, on K~ N 9K ' we define the Weighted aver-
ages and jumps by {{w}}; = 6w| _+a- 8)w‘ 4 and [[w]ly = Wt 4w, +, where
t* are the counterclockwise orlented tangentlal unit vectors to 0 K & .In partlcular on T, we
understand €21 as ‘minus’ side and €2, as ‘plus’ side; therefore, {{w}}s = 5w|Ql +(1— 5)W|Q2.
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For simplicity, we restrict ourselves to the case of an interior penalty (IPDG) discreti-
sation in each subdomain, although other DG methods could be considered instead. More
precisely, fori = 1,2, let a (-, -) : Vi, x Vi — C defined by

aj, (', v) =f p IV xut -V xVidx— [ VD - fiwT Vi x ul s ds
Qi ‘F;x
- [ W eV x P ids+ [ anwly 190 as
Fi Fi

with 0 < § < 1 and with stability parameter a chosen proportional to h™'.

We complete the definition of the mortar-DG method by including a projection based pe-
nalization at the non-conforming interface .7-',5, together with consistency terms. Therefore,
we consider the following complex-valued mortar-DG bilinear form on V;, x Vj:

ap(u,v) =a, (@', v') +a; (w?, v?)

—f V17 - (' Vs x ullyds —/ Tullr - (' Vi x W)y ds
FF Fr

h h

+/1~ aTl, rlully - T, [ 717 ds.
F;

h

with 6 = 0 in the integrals over ]_-hr . Again, the stability parameter a is chosen proportional
to h~!. Notice that a; (-, -) is hermitian. We also define

by(a,v) =a,(a, v) + (u, v),.
The mortar-DG approximation of Problem 1 reads as follows.
Problem 3 Find (0 #u;,, w,) €V, x C:
a,(u,,v) = wﬁ(uh, V) VveV,.
Problem 3 is clearly consistent.

Remark 3.1 The case of conforming discretisations with the Nédélec elements of the second
family within each subdomain is nothing but a particular case of the presented method.

Introduce the following seminorm and norm on V(h) :=V + Vj;:
2 —1/2 2 —1/2 2

Viyw = 2V x vli.oue, T IIb / [[V]]T”o,]-‘}luff

) s PO T

+ 1 nr VI lG er

1/2

2 2 2
||V||V(h) = |V|V(h) + lle 7 vlg -

The inner product in V, is defined by

(v, Wvay = (V, W), +/ pw 'V x vV, x Wdx
Q

+/ hfl[IV]]T'[[W]]TdS-I-/ h™' T, r[vIl7 - T, [ W TI7 ds.
FruF? 7y

h h
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Define the kernel of ay, (-, -) and its V(h)-orthogonal complement as follows:

K,={veV,:a,(v,w)=0VweV,},

K;' = {VE V;, . (V, W)V(h) =0Vwe K},}.

We define the discrete solution operator A; : L?(2)? — V), as follows: given f € L>(Q)2,
Apf is the (unique) element of V;, which satisfies

bp(Auf,v) = (£, v), VveV,.

The operator A, is well defined and A, € £L(L*(2)?, V;,) (see Remark 4.3).

As in the continuous case, we denote by o (A;,) and p(Aj) the spectrum and the resolvent
set, respectively, of the discrete solution operator Aj,. Finally, for any z € C, we formally
define the resolvent operator R.(A;) = (z — A;)~! from V, to V.

4 Theoretical Analysis

The analysis of Problem 3 can be carried out by slightly modifying the theoretical setting
of [7].

4.1 Preliminary Properties

In this section we state (as Properties) and prove the validity of the assumptions of the theory
developed in [7], or their modifications when it is needed. Indeed, the theory developed in [7]
needs to be modified due to a major difference: it is no longer true that K;, C V° and this
changes the spectral convergence theory.

It is straightforward to see that the following property holds true (compare with the sec-
ond part of Assumption 1 of [7]).

Property 1 (Norm compatibility) If v eV, then |v|yn) = |Vlv.

Notice that the first part of Assumption 1 of [7], namely, if v € V(h) and |v|yx) =0,
then v € VO, is not satisfied; as a consequence, the discrete kernel K, is not contained in the
continuous kernel VO; this is the reason why we need to slightly modify the theory of [7].

We can prove that also the following two properties are satisfied (compare with [7, As-
sumptions 2 and 3]).

Property 2 (Approximation property of V) There holds

lim inf |v—v,|lvsy =0 VveV.
h—0v,eVy,

Property 3 (Coercivity in seminorm and continuity) Provided that the stability parameter
a is chosen as a;ph™", with a;p sufficiently large, there exist positive constants o, y inde-
pendent of the mesh size such that

ap(v,v) >« |V|%/(h) Vv €V,
lap(u, V)| < yllallvayIvilvey Yu,ve V.
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Proposition 4.1 Property 2 holds true.

Proof Owing to the density of C*®(Q)? in V, it is enough to prove the result for all
v € C®(Q)?%. To this end, given v € C>®(2)?, let v, be the elementwise second family
Nédélec’s interpolation of v. Then ||v — v, ||y tends to zero as h — 0 owing to the usual
approximation properties of the Nédélec elements and to L2-stability of IT,, . ]

Proposition 4.2 Property 3 holds true.

Proof The proof of the continuity exploits the fact that, for § = 0 in the integrals over F} ,
the assumption p piecewise constant on 7;, implies

f V7 - 'V x Wl ds = / MVl - ('Y x W) ds
FF Fr

h

for all v, w € V;,. The proof of the coercivity is standard. O

From here on, we assume a = a;ph ™!, with a;p such that the coercivity bound of Prop-
erty 3 is satisfied.

Remark 4.3 From Property 3 it follows that
by (v, v) = minfa, VI3, VeV, &)
and that

|V|V(h) =0 Vve K. (2)

The coercivity property (1) guarantees that, for any given f € L2(2)?, there exists a
unique u, € V), such that b, (u,,v) = (f, v), for all ve V,, and ||u,|lva < C|lfllo,, with
C > 0 independent of the mesh size and of the right-hand side f.

Moreover, introducing the subspace

V,={veV,:vgeH(curl,Q;), i=1,2, (v-)50 =0, I, r[vly =00onT}, 3)
the identity (2) gives that
Ky={veV,: (Vxv)g =0,i=1,2}. “)

For the following property (compare with [7, Assumption 4]), we introduce the broken
spaces:

H (T ={ve LX(Q)*: v|x e H*(K)*VK €T} fors >0,
H'(curl; 7)) = {ve L*(Q2)?: ev|x € H' (K)?,
w'Vxvige H(K)VK €T,} forr >0,

and the norms:

2 2
Ve = D IV &

KeT,

2 1/2 2 —1/2 2
VI = 2 (1672VI2 ¢ + 1072V x V2 ).
KeT),
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Property 4 (Convergence) Let f be in H (divg; Q); denote by u; € V the solution to the co-
ercive source problem b(uy, v) = (f, v), forallv € V, and by u;, € V,, its Galerkin projection
which satisfies b,(u,, v) = (f,v), for all v e V. Whenever u, € H" (curl; 7p,), with r > 0,
there exists a sequence &,, &, — 0 as h — 0, such that

s — wyllven < & (Ilugll zr ot 7y + Illo.2) - )
The bound (5), together with the regularity results in [9], implies that
luy = wyllvay < &llflloe V€ H(divy; ),

with &, — 0 as h — 0.
Proposition 4.4 Property 4 holds true.

Proof Following the same arguments as in [7], we observe that the result is a consequence of
the coercivity in Property 3 and of the following continuity property: for all w € H" (curl; 7;,)
with V, x (u™'V;, x w) € L%(2), and v, € V},, we have

lan (W, vi)| < ClIWllv,a Ve vy » (6)

with a constant C > 0 independent of the mesh size, where the V, (h)-norm is defined as
follows. If 0 < o < min{1/2, r}, then, for all w € H” (curl; T;,) with V), x (u™'V;, x w) €
L*(R), we set

2 2 2
Wy, iy = IWllvay + Wy, )

with

W=D Wkl V x W2 ¢+ hipk IV x (w™'V x W[5 )
KeTy,

where g stands for u g . Note that there exists a sequence n;, 7, — 0 when 2 — 0 such
that for all w € H" (curl, 7;) such that V;, x (u~'V, x w) € L*(R), it holds

12
. -1 2
ng W —vullv,m < ﬂh<||W||Hr(cur1;T,,) + ( E urllV x (u™'V x w)||0,,(> )
h h

KeTy)

In order to prove (6), first of all, it is easy to see that

lan (W, vi)| < C[Wllvany Ve llvay + C// [Vl ™" Vi x whlsds
FinF?

+C | Wy W'V x W) ds.
T

Consequently, in order to get (6), it is enough to show that, if f € F, and K is an element
having f as a complete face, then

/[[Vh]]T (™' x W) ds < ClWly, oo 1Va llvan -
f
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The proof of this estimate can be carried out by adapting to the 2D case the steps of [7, Proof
of Lemma 8.2], where the 3D case was considered (the changes in the scalings actually
compensate and the obtained result is the same). ]

We have the following result, whose proof can be carried out exactly as in [7, Propo-
sitions 3.2 and 3.3] (notice that since a, (-, -) is hermitian, all the discrete eigenvalues are
real).

Proposition 4.5 If A, € 6 (A)), then 0 < A, < 1; 1 € 0(A}) and its associated eigenspace
is Kj,. Moreover, for all eigenfunctions vy, v, associated with different eigenvalues, it holds
(V1,V2)e = by (vy, V) = 0; in particular, if v # 0 is an eigenfunction of A, associated with
an eigenvalue A, # 1, then (v, W), = (v, W)y = by (v, w) =0 for all w € K.

4.2 Characterization of the Kernel

Setting
On=1{g € L*(Q): q, P (K) VK € Tj}
(and Qﬁ, = Qg » i = 1,2), and defining the subspace
05 ={q€0i: qoeH" (), i=1,2, gaa=0, M, r[Vigllr =00nT},
from (4) we have the characterization
Ky =V,0;. N
i.e., any v € K;, can be expressed as V, p, with p € Q. Notice that since dI" C 9%, if

p € Qj, setting [[pll := (pig, — Pip,)ir> [Pl € H} (') and, by integration by parts, we
obtain

/le]] dgds=0 Yped,NH D), (8)
r
where 0; denotes the tangential derivative along I'. In particular, fr [plds =0.

In the following, we will also need to characterize Kj- N V¢, with V¢ defined as in (3).
To this aim, denote by K the kernel of a; (-, ) in Vi, i.e.,

K, ={veVj:av,w)=0VweV;}.
It is immediate to see that K, = K, and then
KiFNV5 =(KH)*, ©

c

where (th)L denotes the V(h)-orthogonal complement of K, in V7.
4.3 Main Properties
We have the following property which is a stronger form of the Gap property defined in [7].
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Property 5 (Strong gap property) For all h small enough, for any w;, € K- there exists
w=w(h) € W such that

W —willo.o < 2nllWallvn,

with n, = 0as h — 0.

In order to prove Property 5, we need an approximation result, which extends that
of [15, Proposition 1] to our situation, and a stable orthogonal decomposition of V,,.

Proposition 4.6 Let V§ be defined as in (3). For any v € V, there exists v° € V;, such that

_oey2 1/2 2 1/2 2
IV =¥ll5.0 < LRIV} 1 + 10T IVIZIG ]

112 —1/2 2 —1/2 2
v —=vlyp = C[”h / HVHT”O,]—'AU}‘,% + " Hh,F[[V]]T”(),fIl;]’

with a constant C > 0 independent of v and of the mesh size.

Proof Notice that Vj is the space of the Nédélec elements of the second family in €2,
and €2, with zero tangential trace on 92 and with the constraint I, r[[v]ly = O on the
interface I.

Fix v € V;,. We construct v¢ € Vj by modifying the construction given in [15, Appen-
dix] along I". More precisely, the volume moments of v¢ coincide with those of v; the face
moments of v¢ are zero on the faces on 02 and are equal to the mean values of the face
moments of v from the two sides on the faces in f,} and _7-'5 which do not lie on 92 (no
hanging nodes); finally, the face moments of v¢ coincide with those of v on the faces on I'
from the €2; side and are equal to the face moments of I1 h.I'Vig, On the faces on I from the
2, side (all the above moments are non averaged moments).

We can prove that, for any w € P*(K)? of volume moments {w' }""*, and face moments
{wk f}fv:fl , with N, and N being the number of volume and face moments, respectively, we
have

Ny Ny
REIWIE ¢ + 1V x WIS ¢ <Chi | D0 wie 2+ wie ] (10)

fCOK i=1 i=1

with a constant C > 0 independent of the element size.

In fact, on the reference element, the bound (10) follows from the representation of func-
tions in discrete spaces in terms of linear combinations of Lagrange basis functions with
respect to the given moments and the Cauchy-Schwarz inequality.

Consider now a general element K € 7,, image of the reference element K under the
affine mapping Fx, where Fx(X) = BxX + by, with Bx € R?*? and bg € R?. Since the
transformation w o Fx = BETW preserves the moments, and

2 =02 2 21 =2
W2 <CIWI2 e IV x WIZ ¢ < CHZIY x W2 £,

with a constant C > 0 independent of the mesh size (see, e.g., [5, Proposition 3.1]), the
bound (10) is obtained.
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Denoting by vf,c ; and v s the moments of the face /' C 9K of v and v¢, respectively,
fori =1,..., Ny, since the volume moments of v — v¢ are zero, we have

Ny
-2 2 2 -2 [ ~i 2
RV =Y 5« 1V x V=3 ¢ < Chi® | D ) v, =V |
fCAK i=1

If f ¢ T,if K and K’ are the two elements sharing f, we have

A . 1 ,
S tvk = T P = 3 3ok vl P = €U [ VI
i1 i=1 4

if f C T belongs to K € 7, we have

Ny

, .
D Wk s =Tk P =0,
i=1

while if f C I belongs to K € 7,> we have
Ny

> lvk = T P U1 [ Murivief
i=1 !
Therefore, owing to the shape regularity assumption, we obtain

RV = VeI + IV x (v =V)I§ «

<ch' | Y f v+ ) / IV |
rcak\r S fcaknr?f

from which the result follows after summation over all elements. O
Corollary 4.7 For any w € K- there exists w° € K;- NV, such that

—) 1/2 2 12 2
Iw = wlig o < COIR MWl I i o+ BT e IWDE I o]

(In
w — WC”%/(h) < C[||h71/2HWHT||§,féUf,f + ||h71/21_1h,r[[W]]T||(2)7]:;],

with a constant C > 0 independent of w and of the mesh size.

Proof For each w € K hl, let v¢ be the element of Vj given by Proposition 4.6. Due to (9),
we can write v¢ =k + w¢, with k € K} and w® € (K})* = K;- N V5. By definition, it holds

2 2 2
[w—vl5.q=1W—wlq+ IKlgq
and

2112 2 2
lw—v* ”V(h) =|w— WC”V(h) + ||k||o,Q,

from which the result readily follows. a
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Proposition 4.8 Let V|, be defined as in Proposition 4.6. There exists a complement V,f of
Vi in Vy, such that the decomposition V, =V, + Vf; is stable in the V(h)-norm, i.e., there
exists a constant C > 0 independent of the mesh size such that, for all v, € V;,, we have

1 : 1
Vi =V, + Vi, IVillvay + Vi vay < Clivillvay -
Proof See [7, Proposition 7.5]. O

We can now prove Property 5. Following the same approach as in [8] (see also [17,
Theorem 7.17 and Theorem 7.18]), we first prove Property 5 when ¢ = I, then we derive
the general case.

Theorem 4.9 Assume that ¢ = I. Then, Property 5 holds true. Moreover, with the notation
of Property 5, it holds:

IWllvay < Cllwgllvny, (12)

with a constant C > 0 independent of w;, and of the mesh size.

Proof We are given with a w, € Kj-, by Corollary 4.7 and Proposition 4.8, we know that
there exists a ¥, € K;* NV such that

Wi, —¥illo.e < Chlwillvay and ¥ llviy < Cliwallvan- (13)
Let w € W be the unique solution of the problem
VXxw=V,x¥. (14)

Recall that W < HY>*°(Q)?, with 0 < o < 1/2, with o depending only on  (see,
e.g., [1]). The well-posedness of the problem (14), the use of the Poincaré-Friedrichs in-
equality on vector fields in W and the second bound in (13) imply then

Wl /210,02 < CliWllviy < ClIVE X ¥llo.e < Cllwillvay,

ie., (12).
We estimate now the quantity |w — wy, ||(2)_’Q. Let IT¥ be a projector from W to V¢. We
split the quantity to be estimated into three addends:

W —will§ o =W —TI'w, w —wy) + (T} w — ¥, w — w))
+ (¥}, — Wi, W — W)
=TT+ 1+ T;,
and we estimate them separately.

Ist term. We first need to choose a suitable projection TT1¥. Let Q] be the restriction to T
of Q7 (see Sect. 4.2), i.e.,

OF ={geH/): q, e P*'(I) VI e F[}

(recall that 7, = 7,7 ). We remark that
ped, : /(pdszo = e 0=0xn
r
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Define I,w by (I;,W)|Q[ = I,iw‘g[, i = 1,2, where I;; is the edge element interpolation
operator in ', i = 1,2. Since [.(I}w — I}w) - Tds =0, we have [ TT, r(I}w — I?w) x
7ds =0, i.e. there exists a x; € QF such that

T, r (Iiw — IXW) - T = 3, i

Now, we denote by H,, : Q}: — Qi the discrete harmonic extension from I" to €2,. It is
easy to see that, if we define

OMw = I,w+ VH,(xn), (15)

then IT)'w € V¢ The projection IT)/w is called in the literature mortar interpolation oper-
ator; see [3] and [2]. We can estimate the quantity ||w — 1'[,11"’ Ww(lo.q as follows:

lw—TYwloq < Iw—Lwlog + IVHL(x) llo.o

< Cih"** Wl 2400 + Callxallir, (16)

where we have used the regularity of w € H'/?*?(Q)? and the fact that I;, is well defined
on vector fields in H'/?*7(Q)2. Since x, € Hy ('), we have a Poincaré inequality

I xrlli,r < CNl0: xallo,r-
Finally, using the L*(I") stability of IT, -, we have

19 xullo.r < CII(LIw — IPW) - Tllor
<ClIUiw=w)-tlor +Cl(w—I;w) - Tlor

< Ch®|W|sr < Ch7||Wll1 240,05

where we have used again the regularity of w € H'/2*°(Q). Therefore, using the Cauchy-
Schwarz inequality and the estimate (12), we obtain

Ty < Ch?[Wllij240.2llW — Willo.o < C1A° Wi llvan IW — Wi oo
2nd term. ltis easy to see that IT)w — ¥, € V. Moreover, thanks to the structure of (15),
the identity (14), and the commuting diagram properties for the edge element interpolation
operator [;, we have:

Vi x (IMY'w—95) =V, x (L,w—1v¥%)=0.

Thus, we have l'[ﬁlw — ¥, € K;. Thus, owing to (7), there exists a &, € Qf such that
OYw — ¢, = V,&,. Since w;, € K-, by integrating by parts, we obtain

T = (Vibp, W —wy) = /[[Sh]]Wmds.
r

On I', by surjectivity of the operator 9;, since w -n € H°(I"), there exists a ¢ € H'*°(I")
such that 9,9 = w - n. Using (9) and recalling that [[&,]] € HOl (T") we obtain that, for any
on € @, NH'(I),
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/[Iéh]]WmdSZ/[[Sh]]?iz@—%)ds=/3tll<§h]](¢—¢h)ds
r r r

< Ch? 110 [&n Dl -1.rll@ll1sor
= Ch® ”wh”%/(hy (I7)

where we have used that ¢, is at least a piecewise polynomial of degree 1, and the following
estimate:

13, ME TN -1+ < IVa&nllo.o < 1T Wllo.o + 195 llo.o
< Cilwllij240,2 + C2llWg v

< Clwillv-
Therefore, we have the bound
L <Ch® ”Wh”%/(h)-
3rd term. From the estimate (13), we have
T3 < Cshllwyllvay W — Wi llo,@-
Collecting the estimates from the previous steps, we obtain
Iw—=willg.o < Cih” IWallvan IW — Wallo.c

+ Coh Wally g
+ Cshlwillva 1w — Wallo.q, (18)
which implies
1w —wWillo.o < Ch7IWillvan,

hence the result. O

We now turn to the proof of Property 5 for general piecewise smooth tensors ¢. To this
aim, we need some preliminary results.
As a consequence of Theorem 4.9, we have the following proposition.

Proposition 4.10 K, is approximating in V° and K j‘ is approximating in W, i.e.,

lim inf ||k —Kk;|lyay =0 VkeV’, (19)
h—0k, €Ky
lim inf lw — wy ”V(h) =0 VweWw. (20)
h*)OWhEKd‘

Proof (i) Proof of (19). Since both the continuous and discrete kernel do not depend upon ¢,
we set ¢ = [ in this part of the proof. Let 1, be the V(%)-orthogonal projection from V onto
Vi, (I —TI1) € L(V,V(h)) and, owing to Property 2, (I — I1;) — 0 as &7 — 0 pointwise.
Denote by P, and Q) the V(h)-orthogonal projections of V;, onto K j‘ and K, respectively
(recall that we have set, for the moment, ¢ = I). Set k;, = Q,I1,k and w;, := P, I1,k. Notice
that, owing to (7), k;, =V, p; for some pj; € Q5.
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Let w be the element of w ‘close’ to w;, as from Theorem 4.9. Due to the definition of
wj, and (-, -)v), the orthogonality of k and w, the Cauchy-Schwartz inequality and Theo-
rem 4.9, we have

||Wh||%7(h) = (P IL K, wy)viy = K, wy) 1 = (K, w, — W) < i liKllo,ellWallva

from which

Wi llvay < nulikllo.e- (21
The triangle inequality, (21) gives
Ik — Killvry < Ik = Tk llvay + IWe llvan
hence (19), due to Property 2 and (21).
(ii) Proof of (20). Let IT, be again the V(h)-orthogonal projection from V onto V;, P,

and Qj, the V(h)-orthogonal projections of V; onto K hL and K, respectively (note that now
¢ is any). Given a w € W, the following chain of equalities holds for all k;, = V;, p;, k;, € K,

and p; € 05:
(OnILw, Kp)vay = (W, K vy = (W, Kp)e = /(SW [ 7,1 (22)
r
For any ¢, € ®, N H' ('), owing to (8) we have

f(swm)[[ﬁ;;]]ds = /(SW~n— don) [Pyl ds
r T
<I|lp;ll2rllew-m—8:@ull—1/2r-

The continuity of trace, the Poincaré inequality, the equivalence between the L?(£2)-norm
and the L2(2)-norm and the definition of p¢ give

psTlijar < Clie" Kyllo.q-

Due to the smoothness of w (indeed w € H ()2, for some 0 < o < 1/2, implies that
ew-n e H™Y/2*9(I")), and the fact that the space {d,¢,, ¢ € ®, N H'(I")} contains all
piecewise constant functions,

inf lew-n—0,¢4ll-1/20 < Ch? |Wllva)-
PnePpNHI(I)

Therefore, by choosing k, = Q,I1,w in (22), we have:

101 T Wlvay = lle'? QT wllo.o < Ch%[|Wllva.
Hence, (20) follows by triangle inequality and Property 2. ]
Corollary 4.11 Let 0 < o < 1/2; there exists a sequence &,, &, — 0 when h — 0, such that

Jnf k= Killvy <& lKloa Yk e VH(R)NHT (@),
h h
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Proof 1tis a direct consequence of Proposition 4.10 and the compactness of the injection of
VH(Q) N H ()% in V°. O

Theorem 4.12 Property 5 holds true.

Proof Along this proof, we explicitly indicate with a subscript the dependence of V() on
¢ by writing Wy, V;(h) and W, V. (h) for the cases ¢ = I and general ¢, respectively.
Fixw, e K hl Due to (7) and the definition of the V,(h)-norm, we have

Wi, Vagivem = Wi, Vigp)e =0 Vg, € 05, (23)

Now, decompose w;, as w, = W, + V,, p;,, with p; € Qf and W, in the V,(h)-orthogonal
complement of V, Qj in V;. We have

(Wi, Vagi)v,m = Wi, Vagi)1 =0 Vgj, € 05, 24)

From Theorem 4.9, provided that & is small enough, given W;, there exists W € W, such
that

W —Wallo,o < TnllWallv, @ (25)

with 77, — 0 as h — 0. Moreover, using (12), we also know that there is a ¢ > 0 such that
We H'/?(Q)? and,

Wl 24002 < CIIWlv, @ < ClIWallv, - (26)

Notice that, owing to (24) and the Cauchy-Schwarz inequality, we have ||\7vh||%l(h) =
Wi, Wi + Vipidvin = Wi, Wi)v,ay < IWallv, oo IWallv, > and then, due to equivalence
between the V| (h)-norm and the V. (k)-norm, we have

1Wnllv, i < Cllwallv. o, 27

with C only depending on ¢.
Now, decompose W € W as W=w + Vp, withw € W, and p € H} ().
Note that p verifies the following variational equality:

/gvp.vq:/svv-vq Yq e Hy(Q).
Q Q

The regularity theory for the Poisson problem implies that there exists a A > 0 depending
upon ¢ and o, such that p € H'**(Q). Using also (26) and (27), it holds:

l2ll4n.e < ClIWlv,a < ClIWallv,a < Cliwallvom- (28)
We prove that

W —wxlloe < nullWrllv, ),

with n, — 0as h — 0.
In order to do that, write

||51/2

2 ~ ~ ~
W=w)llg.0=(W—Wy, W—W) + (W—W;, W— W),
+ (W — W, W), — W),

:IT1+T2+T3,
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and estimate T;, T, and 73 separately.
1st term. FromW —w = Vp, (w, Vp), =0 and (23), we have
Ty =W—wWu, =Vp)e =Wy, Vp = Vigy)e < lleWnlloall VP — Vg, llo.e

for all g;; € Qj,. From Proposition 4.11 and the stability estimate (28), we have

Ty <& llewnllo.allWallvem-

2nd term. For the second term, by using the Cauchy-Schwarz inequality, the equivalence
between the L?(§2)-norm and the Lg(Q)-norm, and the bounds (25) and (27), we have

1/2 1/2

T, < |le > (w—wp)lloalle (W —Wy)llo,e

172

< Cplwallv.anlle’“ (W —wi)llo.a-

3rd term. Since W, — w;, = V,, p;,, by using (23), integration by parts and the fact that V x
(ew) =0, we have

T3=(W—wW, Vipp)e = (W, Vi pj)e =/(8w -n)[p,1ds.
r

Using the same techniques as in the proof of (20) in Proposition 4.10, we deduce that
T3 < Ch%||e 2V p o Wiy, -

Thus, using the stability [|W|lv, ) < ClWllv,m < Cllwallv. @) (see also (28)), the stability
IVipillo,a < Cllwillv, @y and the equivalence between the Vi(h)-norm and the V. (h)-
norm, we obtain

T3 < Ch? |Wllv,a I Vi Py llo.e
2
< ChWillv.mlIwnllvy@ < Ch? IWally, 4y

hence the result. d
We turn now the attention to another important consequence of Property 5.

Property 6 (Discrete Friedrichs inequality) Let w;, € K hL then there exists a B > 0 inde-
pendent of the mesh size, such that

Iwallg o < Ban(Wi, w).
Theorem 4.13 Property 5 implies Property 6.

Proof This proof follows the lines of [8, Proposition 2.19] (see also [17, Lemma 7.20]).
First, if a;,(w,, w;) = 0, then it is easy to see that w;, € K},. Thus w;, = 0. This implies that
there exists a 8 = B(h), i.e., possibly depending upon . We prove that 8 is independent of
h by contradiction.

First, we prove the statement for functions w¢ in Kj- N V¢. Note that

> 12
ah(WZVWZ) =|Vi x WZ”(),Q
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If B was depending on #, there would be a sequence a mesh sizes h(n), h(n) — 0 when
n — 00, and vector fields wj,,, such that

Whmllo.o =1, Ve x Wi, oo =1/n.

Now, using Property 5 and its proof, we know that, for each wj |, there exists a w(n) € W,
such that

Vxwn) =V, xwy,,,  I1W,, — W) llo.e < 1w Wi Ivam)- (29)

Thus, we know [|[w(n)llo,o <1 + nue(1 + 1/n) and, the compactness of the L*(Q) — W
implies that there exists a w € L2(2) and a subsequence of {w(n)}, still denoted by {w(n)},
such that:

win) > w inL*(Q) and V-(sw)=0.

Since |V x w(n)llo.o = Vi X Wy, llo.e = 1/n, by uniqueness of the limit, V x w = 0.
Thus, w =0 and ||w(n)llo.o — 0 as n — oco. Using again (29), we have then

Wi llo. < W) llo.@ + Mre (1 +1/n),

which implies || wj, mllo.e = 0, which contradicts the assumption.

Given now wj, € Kj-, by Corollary 4.7 there exists a w; € K;- N V¢ such that (11) holds
true. Then, we can conclude that

1wl = C[IW I o+ 102wl 12 1 e+ W0 2T LW D1
= C[ 1V x Wil o+ 1020wl 1 1o + IR T LWl |
= C[1Vs x Wil g + 10 I I I e + 02T eIl 2 |
< Cap(wy, wp). O
4.4 Non-Pollution of the Spectrum and Isolation of the Discrete Kernel

The present section is devoted to the proof that Problem 3 is a spurious free approximation
of Problem 1 in the sense of [8] and is intimately related to [7, Sect. 4]. We recall that for an
approximation to be spurious free, two main properties must hold: (i) there are no spurious
eigenvalues, (ii) the discrete kernel is isolated. Following [11], the main theoretical tool
for (i) is the proof of convergence for (A — A;) when applied to discrete fields. The main
difference between the present theory and the one developed in [7] is that we can prove
such a convergence (see Theorem 4.14 below) only for discrete fields in K hL and not for
fields in V. This fact will not have consequences on the main result of this section, i.e.,
Theorem 4.19, but it will weaken the theory of the non-pollution of eigenspaces. Namely,
we will prove non-pollution of eigenspaces for all eigenvalues but the value 1 associated to
the kernel (see Theorem 4.24 below).
In order to prove non-pollution of the spectrum, we need some intermediate steps.

Theorem 4.14 (Convergence in mesh-dependent norm) For all h small enough,

1A = AEllvay < millfillvey  VE € K-,

@ Springer



104 J Sci Comput (2009) 40: 86-114

with n, — 0 as h — 0.
Proof The proof is a slight modification of that of [7, Proposition 4.4]. We report here the
complete proof, for convenience.
Fix f, € Khl and let f € W be as in Property 5; thus,
(A = A llvay < 1A — A E —E)llvay + IICA — A v - (30)

Owing to the continuity of A, (see Remark 4.3) and Property 5, for the first term at the
right-hand side of (30) we have

(A —A){E— fh)||V(h) = (”A“L(LZ(Q)Z,V) + ||Ah||c(L2(s2)2,v,,))||f— £y llo.e
< Coplifnllvany-

For the second term at the right-hand side of (30), from Property 4, Property 5 and the
definition of the V(4)-norm, we have

(A —Afllvay < Erllfllo.e <& UIf—1fullo.e + Ifllo.2) < &G + DIifkllva.

and the proof is complete. ]

Theorem 4.14 corresponds to the validity of [7, Property 2], i.e., the uniform convergence
to 0 of A — A, :V, — V(h). As we have already pointed out, Theorem 4.14 is weaker
than [7, Property 2] since it proves only the convergence to O for A — Aj, : K hi — V(h).

Fortunately, the following lemmas still hold.

Lemma 4.15 Fix 0 # z € p(A). There exists a positive constant C only depending upon Q
and |z| such that, for all f € V (h),

Iz — Dfllvay = Clifllva-
Proof See proof of [7, Lemma 4.6]. O

The result of [7, Theorem 4.7] holds true, although its proof needs to be modified. We
first state the following lemma.

Lemma 4.16 If0 +# z € p(A), we have that (z — Ay)f € K- if and only if f € Kj-.

Proof For any f° € K, since (AL, vy = (Anf, £0). = (£, 1), = (£, £)v (), we have
(@—Anf. fO)V(h) =z(f, tO)V(h) ’

and, since z # 1, the result immediately follows. O

Theorem 4.17 Fix 0 # z € p(A). For h small enough, there exists a positive constant C
only depending upon 2 and |z| such that, for allf € V,,

Iz — Afllviy = Clifllvany-

@ Springer



J Sci Comput (2009) 40: 86-114 105

Proof If fe K f, then the result follows exactly as in the proof of [7, Theorem 4.7], due to
Theorem 4.14. In the general case, decompose f = + £+, with f® € K}, and f* € K;-. Due
to orthogonality, we have [If]3,, = 1115, + £ 13-

Since A,f° =f°, we have

1z = Al = 11z = DE + (2 — ADE 13,
=1z = 1PIC13) + 1@ = A 130y +2 (@ = DE, @ — Ap)y,, -

The inner product on the right-hand side is zero, due to Lemma 4.16; then, the first part of
this proof allows us to conclude that

1z = ADElR gy = 12 = TP IR0 + 1 = ADE 156,
> CUE gy + I1E 150y = CllflR g

since z # 1. |

Theorem 4.17 implies that, for any 0 # z € p(A) and h small enough, (z — A;) is an
invertible operator and the following result holds true.

Corollary 4.18 Let F C p(A) be closed. Then, there exists a positive constant C indepen-
dent of the mesh size such that, for h small enough, we have

IR.(A)ll zevy vy < C

forall z € F,with C > 0 independent of the mesh size.
Proof See proof of [7, Corollary 4.8]. a

The non-pollution of the spectrum is now a direct consequence of Corollary 4.18 and we
state it here in the form of a theorem:

Theorem 4.19 (Non-pollution of the spectrum) Let G C C be an open set containing o (A).
Then, for h small enough, o (Ay) C G.

Remark 4.20 For fixed z € p(A) and f € V(h), we can write
Iz — Dfllvay < lzllfllvay + 1 Afllv < [zllIfllva) + Clifllo.e < CUzD IEllva,

owing to the stability estimate of the continuous problem and the definition of the V(h)-
norm. This, together with the result of Lemma 4.15, implies that, for all fixed 0 # z € p(A),
(z — A) : V(h) — V(h) is a continuous invertible operator with continuous inverse. An
immediate consequence of this fact is the analogue of Corollary 4.18: Let F C p(A) be
closed. Then, there exists a positive constant C independent of the mesh size such that, for
allz e F,

IR (Al vy, vy < C.

Let us know turn to the isolation of the discrete kernel. The following result holds.
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Theorem 4.21 (Isolation of discrete kernel) There exists 0 < B < 1 independent of the mesh
size such that, if 1 # X, € 0 (Ay), then

Re[A,] < B.

Proof 1t is a direct consequence of Property 6 which is proved to hold thanks to Theo-
rems 4.12 and 4.13. This result corresponds to [7, Proposition 4.1]. ]

Remark 4.22 Consider the indefinite Maxwell source problem: given f € L2(Q)¢ and w € R
such that @? is not an eigenvalue of Problem 1, find u € V such that

Vx(u'Vxu) —wleu=f.

With the same abstract arguments as in [7, Sect. 6], based on Theorem 4.17 and Corol-
lary 4.18, one can prove that, provided that 4 is sufficiently small, the mortar-DG method

ap(uy, V) — oy, V). = (£, v) YveV,,

is well-posed (existence and uniqueness of discrete solutions and continuous dependence
on f) and the following inf-sup condition holds true: there exists a constant « > 0 indepen-
dent of & such that

Re[ay (uy, Vi) — @ (uy, Vi)e ]

inf sup
07w, €V}, 0y, eV, s vy Vi llvan

This inf-sup condition, together with the consistency, the coercivity in Property 3, and the
continuity property (6) established within the proof of Proposition 4.4, are the key ingre-
dients in the proof of the convergence of the mortar-DG method for the indefinite source
problem.

4.5 Non-Pollution and Completeness of the Eigenspaces, and Completeness of the
Spectrum

Let A be an eigenvalue of A with algebraic multiplicity m, and let I" be a circle in the
complex plane centered at A which lies in p(A) and does not enclose any other point of
0 (A). According to [16, p. 178], we define the spectral projections E and, for h small
enough, E; from V,, into V(&) by

1 1
E=F,=— [ R(A)dz, Ey=Ep),=-— / R (Ap)dz, (31)
2wi Jp 27i Jr

respectively. Theorem 4.19 guarantees that, for 4 small enough, E), is well defined.

We need to slightly modify the theory of [7], and we obtain a result on the non-pollution
of the eigenspaces which is weaker than that of [7], namely, we have non-pollution only for
the eigenspaces associated with discrete eigenvalues different from 1.

Theorem 4.23 For h small enough,
ICE = EDfllvay < &ilfllvay  VEe K,

with &, — 0 as h — 0.
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Proof Since R,(A) — R, (A;) = R,(A)(A — A,)R.(A}), due to the fact that, if f € Khl then
R (Apfe KhL (see Lemma 4.16), from Remark 4.20, Theorem 4.14 and Corollary 4.18, we
have
IR, (A)(A — Ap) R (A)Ellvay < IR (D)l covany.van I(A — Ap) R (A Ellva
< Cnullifilva-

The result immediately follows. g

If Y and Z are closed subspaces of V (&), we define

5(x,Y):= ;25 X = yllvanys (Y, Z):= sup &y, 2),
Y

ye
I¥lvmy=1

:S\;,(Y, Z) :=max{8,(Y, Z),6,(Z,Y)}.

The following result is the analogue of [7, Theorem 4.11] for eigenspaces associated with
discrete eigenvalues different from 1.

Theorem 4.24 (Non-pollution of the eigenspaces) If A # 1, we have

lim 8, (E;, (Vi), E(V)) = 0.

Proof The proof is basically the same as that of [7, Theorem 4.11] (the only change is at the
very end; we report here all the step for convenience).

We start by observing that E(V) = E(L*(2)?). Indeed, E(V) is the projection onto the
eigenspace associated with the eigenvalue A of the operator A : V — V, and E(L*(Q)%)
is the projection onto the eigenspace associated with the eigenvalue A of the operator
A L2(Q)4 — L*(Q)? (see, e.g., [12, Theorem 5, p. 579]). Since all eigenfunctions of
A L*(Q)? — L2(Q)? are in V, the two eigenspaces coincide, i.e., E(V) = E(L*(Q)%).
Therefore,

sup inf |lys —X[lvay = sup inf ly, —xllvaw
yneE (V) XEEV YheER(Vy) X€E(L2(Q)9)
IR v (ny=1 ¥R llv(ny=1

= sup inf |Epyn — EX|lvay,
YReEp(Vy) xeL2(Q)4
Iy v ny=1

where in the last step we have used that E,y, =y, forally, € E;(V},). Taking x =y, since

yreK hi, Theorem 4.23 allows us to conclude. O

Theorem 4.25 (Completeness of the eigenspaces) If E = E, is associated with an eigen-
value A # 1, then

%ig(l)sh (E(V), Ep(Vy)) =0.

Proof The proof follows the same lines as that of [7, Theorem 4.12]. Here, since the bound
of Theorem 4.23 holds true for function in K;- only, we use Proposition 4.10 instead of
Property 2. We report here the complete proof, for convenience.
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Since EEy = Ey for ally € V, we can write

SW(E(V), Ex(Vp))= sup inf [[EX— E;X;|lve-
iy

Fix x € E(V). Then, Ex = x and x € W. By Proposition 4.10, there exists X;, € K hl such
that

%ig(l) Ix — X llveny = 0. (32)
Therefore,

inf |Ex— EpXpllvay < IEX — EpXpllvay
X, €V,

<HNEE =X llvay + 1(E — EXpllvany
< NElzovamy,vap X — Xnllveny + 0a X vy »

with , — 0 as & — 0 (see Theorem 4.23); the first term at right-hand side also tends to
zero, as h — 0, due to (32). Since E (V) is the eigenspace associated with A # 1, it is finite
dimensional; therefore, pointwise convergence implies uniform convergence in E(V), and
the result readily follows. ]

Finally, as far as the completeness of the spectrum is concerned, the analogue
of [7, Theorem 4.13] holds true with the same proof.

Theorem 4.26 (Completeness of the spectrum) For all . € o (A),

%ii%ah(x, o (Ap) =0.

5 Numerical Results

We implemented the discrete Problem 3 following [14] and we applied it in four example
meshes and geometries that follow. The mortar mesh for each case was formed by choosing
the edges from one of the sides of the non-conforming interface. In all of the following

: — 10 U+D?
experiments we chose a penalty parameter of the form a = 10~
5.1 Example 1: Square Cavity 4 Single Mortar

In this example we let Q = (0, 7)? with u = 1 and & = I with corresponding eigenvalues
A = (n? + m?) for non-negative integers n, m with at least one of n,m being non-zero.
The base mesh chosen for our initial experiments is shown in Fig. 1. It consists of two
conforming blocks with a non-conforming interface at x = 7 /2.

In our first experiment we applied a standard IPDG formulation on a sequence of meshes
obtained by uniform refinement of the base mesh. For each mesh, we computed all the
eigenvalues in a range bracketing 0 to 8. We show in Table 1 the computed eigenvalues,
and we see that there is pollution of the eigenvalues near zero and also extra eigenvalues
interleave the expected eigenvalues.

Furthermore, in Table 2, we show that similar pollution happens for a IPDG discretisation
when we keep the mesh fixed but increase the polynomial order of approximation, £.
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Fig. 1 Exploded view of the
base non-conforming mesh
blocks and mortar meshes used
for Examples 1

Table 1 Eigenvalues obtained

with IPDG compared with Expected h h/2 h/4 h/8

expected eigenvalues for the

w=1and & = I material square 1.0000 0.0000 1.0318 0.0468 0.0097

domain shown in Fig. 1. Here 1.0000 0.5293 1.0468 0.0569 0.0130

¢=1,and a = 100D 2.0000 1.1267 2.1841 1.0079 0.0856
4.0000 11772 2.9721 1.0119 0.0924
4.0000 3.1432 3.2261 2.0472 1.0020
5.0000 4.9785 4.3796 2.8705 1.0030
5.0000 7.4444 4.6601 3.1185 1.2375
8.0000 8.1280 57319 4.1109 1.3953
- - 6.2757 4.1741 2.0117
- - - 5.2056 3.5326
- - - 5.3193 37611
- - - 8.5813 4.0286
- - - - 4.0448
- - - - 5.0521
- - - - 5.0779
- - - - 8.1464

In contrast, in Table 3 we show that when we use the mortar-DG method, which is based
on a projection based penalization at the non-conforming interface (IPPDG from here on)
there is no pollution for the low eigenvalues on h-refinement.

And similarly in Table 4 we also see no pollution for a IPPDG discretisation when the
mesh size is kept fixed and the order is increased, furthermore we see exponential conver-
gence for each eigenvalue.
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Table 2 Eigenvalues obtained
with IPDG compared with
expected eigenvalues for the

n =1 and ¢ = I material square
domain shown in Fig. 1. Here
o 10(@;1)2

Table 3 First eight discrete
eigenvalues, obtained with
IPPDG, compared with expected
eigenvalues for the © =1 and

& = I material square domain
shown in Fig. 1. Here £ =1, and
oz 10(@;1)2

Table 4 Eigenvalues obtained
with IPPDG compared with
expected eigenvalues for the
=1 and ¢ = I material square
domain shown in Fig. 1. Here
a 10(@;1)2

5.2 Example 2: Square Cavity 4+ Multiple Mortars

Expected =1 =2 =3 =4 £=5
1.0000 0.5293 0.0889 0.0079 0.0005 0.0000
1.0000 1.1267 1.0036 0.2352 0.0166 0.0009
2.0000 1.1772 1.0043 1.0001 1.0000 0.5898
4.0000 3.1432 2.0157 1.0009 1.0000 1.0000
4.0000 4.9785 2.0826 2.0059 2.0000 1.0000
5.0000 7.4444 4.0489 4.0272 4.0001 2.0000
5.0000 8.1280 4.2297 4.0366 4.0142 4.0000
8.0000 - 5.2783 5.0576 5.0029 4.0002
- - 6.1367 5.0708 5.0379 5.0002
- - - 8.2023 5.4277 5.0004
- - - - 8.0945 8.0016
Expected h h/2 h/4 h/8 Est. order
1.0000 1.1255 1.0318 1.0079 1.0020 1.995
1.0000 1.1769 1.0467 1.0119 1.0030 1.966
2.0000 3.2260 2.1978 2.0473 2.0117 2.219
4.0000 4.9419 4.3794 4.1109 4.0286 1.690
4.0000 79118 4.6567 4.1738 4.0448 2.127
5.0000 - 5.7296 5.2055 5.0521 2.158
5.0000 - 6.2847 5.3171 5.0777 2.004
8.0000 - - 8.5808 8.1463 2.110
Expected =1 =2 =3 =4 =5
1.0000 1.1255 1.0036 1.0001 1.0000 1.0000
1.0000 1.1769 1.0043 1.0009 1.0000 1.0000
2.0000 3.2260 2.0153 2.0059 2.0000 2.0000
4.0000 4.9419 4.0468 4.0269 4.0001 4.0000
4.0000 79118 4.2261 4.0366 4.0142 4.0002
5.0000 - 5.2737 5.0571 5.0029 5.0002
5.0000 - 6.1114 5.0707 5.0379 5.0004
8.0000 - - 8.2024 8.0944 8.0016

To examine the impact of including the projection operator in the stabilization term we
created a base mesh for 2 by combining four unrelated meshes for each of four quadrants

as shown in Fig. 2.

We performed an 4 and p uniform refinement study for IPPDG discretisations using
three mesh levels obtained from the base mesh using uniform refinement and ¢ =1, 2, 3.
In Table 5 we show that the first eight eigenvalues are computed correctly, without any
spurious eigenvalues, using IPPDG with £ = 1. In Table 6 we further show that for each
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Fig. 2 Exploded view of the
base non-conforming mesh
blocks and mortar meshes used
for Example 2
[
q
] ]
q
]
Table 5 First eight discrete
eigenvalues compared with Expected & h/2 h/4 h/8 Est. order
expected eigenvalues for the
=1 and ¢ = I material square 2.4674 2.4924 2.4737 2.4690 2.4678 2.000
domain shown in Fig. 22~ Here 2.4674 24937 24740 24691 24678  1.999
¢=1,and a = 10" 49348 50368 49607 49413 49364  1.991
9.8696 10.2721 9.9709 9.8949 9.8759 1.997
9.8696 10.3381 9.9881 9.8993 9.8770 1.994
12.3370 12.9674 124971  12.3772  12.3471 1.990
12.3370 13.0874  12.5283  12.3850  12.3490 1.989
19.7392 21.5189  20.1950  19.8539  19.7679 1.986
Table 6 Convergence rates for
the first eight eigenvalues for Expected =1 =2 =3
Example 2 using £ =1,2,3
1.0000 2.000 3.990 5.959
1.0000 1.998 4.007 6.010
2.0000 1.986 4.005 5.948
4.0000 1.995 3.967 5.982
4.0000 1.990 3.969 5.957
5.0000 1.985 3.946 5.986
5.0000 1.983 3.983 5911
8.0000 1.978 3915 5.963

of the first eight eigenvalues the IPPDG method obtains optimal order of convergence with
rates approximately equal to 2¢ for £ =1, 2, 3.
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Fig. 3 Checkered material . . . . .
geometry

05 er=1 € =0.5 1

0.5/ € =0.5 er:1 f

-t 1

Table 7 First ten discrete
eigenvalues compared with

reference results from
BENCHMAX forthe e, =1 & 3.3175 3.3514 3.3262 3.3197 3.3181 1.986

&r = 0.5 checker material square 3 3663 33942 33729 33678 33667 2.137
domain shown in Fig. 2. Here 6.1864 63133 62188  6.1945  6.1884  1.987
13.9263 145407 14.0817 13.9653 13.9361  1.993
150830 157391 152512 151253  15.0936  1.984
157789 16.6867 160127 15.8377 157936  1.982
18.6433  19.6901 189100 187102  18.6600  1.989
257975 282979 264491 259620 25.8387 1.975
20.8524  32.6070 30.5827  30.0373 29.8988  1.966
30.5379 - - 307069 305798  3.602

Expected & h/2 h/4 h/8 Est. order

2
¢=1,and a= 10D

5.3 Example 3: Checkered Material Cavity

In this example we let Q = (—1, 1)2 with u =1and s =¢,1, with &, given by

1 for (x,y)e (—1,0) x (0,1)U(0,1) x (—1,0
8’()"”:{1/2 forgx,i)e(—l,oixE—l,O)L(J(O,l)i(O,I; (33)
as represented in Fig. 3. The first ten eigenvalues for this geometry are shown in the first
column of Table 7. In the second to fifth columns of this table we show the computed eigen-
values for a sequence of four meshes obtained via uniform refinement and the IPPDG dis-
cretisation. The final column provides an estimate for the rate of convergence of the discrete
eigenvalues to the reference values provided by BENCHMAX [10]. We note that no spe-
cial adaptivity strategy was used to create the refined meshes, as adaptive algorithms for
Maxwell’s eigenvalue problem will be the focus of a future paper.
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(a) (b)

Fig. 4 Exploded view of the base non-conforming mesh blocks and mortar meshes used for L-shape geome-
try in Example 3. (a) Mesh is non-conforming at the reentrant corner. (b) Mesh is conforming at the reentrant
corner

Table 8 Convergence of the first

five discrete eigenvalues to Expected 4 h/2 h/4 h/3 Est. order

reference results from

BENCHMAX for the L-shape 1.4756 1.6067 14990  1.4801  1.4798 1.727

domain Witlfll base mlgsh anH 35340  3.8678  3.6258 35576  3.5398  1.949

mortar as s OWTO‘(II’ N ll)gz EHCC 98696 11.8062 104752  10.0351  9.9120  1.841

[=landa= "2 9.8696 - 10.6906  10.0882  9.9250 2.434
113895  — 122837  11.6206 114477  2.479

5.4 Example 4: L-shape Domain

In this example we let:
Q= (=1, D>\ {0, 1) x [-1,0)} (34)

with i = 1 and & = I. The first five eigenvalues are 1.47562182408, 3.53403136678, 72,
7% and 11.3894793979 (see the BENCHMAX test suite at [10]). We created two different
base meshes for a numerical refinement study of this problem, see Fig. 4. The first base
mesh (Fig. 4a) consists of conforming left and right mesh blocks, with a non-conforming
interface and mortar grid at x = 0. In this case there is an element in the left block, and
corresponding mortar element that straddles the reentrant corner. In the second base mesh
(Fig. 4b) no element straddles the reentrant corner.

For a sequence of meshes obtained by uniform refinement from the base mesh in Fig. 4a
we see optimal order convergence rates, using IPPDG, for the first five eigenvalues as shown
in Table 8. The theory discussed earlier in this paper does not treat this case, yet it still gives
comparable convergence rates to those shown for the theoretically tractable second case in
Table 9.
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Table 9 Convergence of the first

five discrete eigenvalues to Expected & h/2 h/4 h/8 Est. order
reference results from

BENCHMAX for the L-shape 1.4756 1.5033 14782 14738 14741 1316
domain with base mesh and 3.5340 3.7965  3.6095  3.5538  3.5390 1.906

mortar as shown in Fig. 4b. Here

I=1,anda =

100+1)2 9.8696 12.0068  10.5669  10.0588 9.9178  1.829
h 9.8696 - 10.6416  10.0768 9.9225 2453
11.3895 - 12.0822  11.5825 11.4393  2.536

6 Conclusions

We have introduced and analyzed a mortar-DG method which provide a spurious-free ap-
proximation of the 2D Maxwell eigenproblem on general meshes with hanging nodes. Nu-
merical tests have confirmed that the mortar-type correction at the non-conforming inter-
faces actually remove the spurious eigenmodes generated by standard DG methods. Appro-
priate definitions of the non-conforming interface meshes and projections in order to extend
our mortar-DG method to the 3D case are still under study.
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