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Abstract

Based on the explicit formula of the pointwise error of Fourier projection approxi-
mation and by applying van der Corput-type Lemma, optimal convergence rates for
periodic functions with different degrees of smoothness are established. It shows that
the convergence rate enjoys a decay rate one order higher in the smooth parts than that
at the singularities. In addition, it also depends on the distance from the singularities.
Ample numerical experiments illustrate the perfect coincidence with the estimates.
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1 Introduction

Fourier expansions and projection approximations are powerful tools in various sci-
entific fields [1-3] and in developing numerical methods for ordinary and partial
differential equations [4—13].
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Let f be a 2mw-periodic function, and |E,{ @] =1fx) — S,{ (x)|, where S,{(x)
denotes the Fourier projection of f defined by

f n T
a 1
St =2+ [af cos (kx) + b sinkn)]. af == [ f@yr,
2 T J_»
k=1 (1.1)
. 1 T
/

. 1 T
al = f(@)ycos (kydt, bl == | f@)sin(k)dt, k=1,--- ,n.
T J

-7
Lebesgue in 1910 showed for f satisfying a Lipschitz condition of order o € (0, 1]
that the uniform error of the Fourier projection decays at rate O(n~% Inn) [14]. This
error bound was improved by Salem and Zygmund in 1946 to O(n~%) by imposing
a monotonic type condition on f [15]. Particularly, Jackson [16] gave a sharp bound
O(n~*=2) for the best uniform trigonometric polynomial approximation provided that
f ®) satisfies a Lipschitz condition of order « € (0, 1], from which together with the
Fejér’s estimate for the Lebesgue constant [17] it leads to the estimate [18]

IE | 2oqonnpy = O % nn). (1.2)

Moreover, for a function that can be analytically extended to a strip area {z € C :
|3(z)| < a}, where a is a positive constant and J(z) denotes the imaginary part of z,
Paley-Wiener theorem shows that its projection approximation enjoys an exponential
convergence rate [5, 19, 20]. Whereas for a limited regular function, it converges at
an algebraic rate [20-22].

Theorem 1.1 Let f be a 2m-periodic function. Then the following holds.
(1) ([5, 19, 20, Paley-Wiener theorem]) If f is holomorphic with |f(x)| < M in a
strip domain {z € C : |3(z)| < a}, where M and a are some positive constants, then

f 2Me™9n
Eq Lo (—m,m) < w1 xel =[—-mm].

(2) ([20, Theorem 4.2]) If f is r > 1 times differentiable and ) (x) is of bounded
variation V on |—m, ], then

IE] [l 2o (—rr)) < 4 , x el
T T mwrn”

The errors mentioned above usually refer to the sense of infinite norm. It is worth
noting that the pointwise error is usually an accurate indication for the approximability
and approximation effect. It has been attracting much attention, although it is always
challenging [18, 23-25, 36].

Wabhlbin, one of the deep insights of the local behaviors, considered the local con-
vergence in 1985 for spline L? projections, Fourier series and Legendre series in [24].
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In particular, for the local behavior of E,{ (x0) with xo € Iy, s C I, where I and
I,,s are bounded intervals and § = dist (xo, I\1 xo,(;) > (0, Wahlbin [24] proved the
following theorem in the case that f is smooth on interval I, 5 but possibly rough on
I\ Is.

Theorem 1.2 ([24]) Assume that f = 0 on Iy, s and let p and q be given nonnegative
integers. There exist constants C1, Cy = Ca(q), C3 = C3z(q), C4 = Ca(p, q) such
that for 8 = dist(xo, I \ Lyy,5) > C4™22,

Ci8 Yol [f, B2 LY D]+ Csn~ I fllp1y. P21,

f
|Eq (x0)| < _
" {C13 Ay, p=0.

Here x € Iy,5 and P (-, -; -) denotes the pth modulus of continuity.

The local convergence of Theorem 1.2 was illustrated in [24] by the following
numerical example

Hx) = {‘1) *e [1_\%[—%%] 2 and fol) = k) le—f“e—izjx O<a<l)
j=
ith
. 0, x e[— 00
h('x): 1 xe]\[_%ﬂ’ 37‘[] C (I)v

WhOSC convergence rates are
1
IEH©0) < C— and |Ef*(0)] < Cn™ (Inn)® (1.3)
n

for some constant C independent of n, respectively. Both the local convergence rates
are sharp, against modulo the logarithmic factors.

Ample numerical examples show that the logarithmic factor “Inn” in (1.2) can
be removed. Furthermore, we see from Fig. 1 that the pointwise errors of Fourier

0.04 0.04
— By Fourier projection approximation| — By Fourier projection approximation|
—— By the best uniform approximation —— By the best uniform approximation
0.02 0.02
0 0
-0.02F ¢ -0.021
-4 -2 0 2 4 -4 -2 0 2 4

Fig.1 Comparisons for the pointwise errors of the Fourier projection approximations and the best uniform
trigonometric approximations, where f(x) = |sinx| (left), f(x) = arcsin sinx (right), and n = 24
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47 Page4of32 S.Yang and S. Xiang

projection approximation are much smaller than those of the best uniform approxima-
tion in the most area of underlying domain, which excludes a small neighborhood of
the singularities. More specifically, the pointwise errors corresponding to the smoother
parts of f enjoy a faster convergence rate with an extra order n~! without the loga-
rithmic factor in (1.3).

For the orthogonal polynomial expansions, the logarithmic factor “In »”” in Wahlbin
[24] can be removed. Babuska and Hakula [25] in 2019 considered the pointwise errors
of projection approximations of the Legendre series for the class of functions of inte-
rior singularities like ®-functions, and obtained an accurate pointwise error estimate
without the logarithmic factor in Wahlbin [24] for the step function. More recently,
Xiang et al. [26] considered the sharp error bounds on the pointwise errors without the
logarithmic factor for Jacobi expansions for generalized ®-functions with interior or
boundary singularities. Wang [27-29] presented the superconvergence orders of point-
wise errors corresponding to the smoother parts of ®-functions for the Chebyshev and
Gegenbauer expansion. For more details see [25-29].

However, Fourier projection in many settings remains a favorable choice for the
approximation of nonperiodic function [30-32], since it often offers good frequency
resolution, and the approximation can be computed numerically via the fast Fourier
transform (FFT). ‘

This paper primarily focuses on the decay rates of pointwise errors E ,{ (x) in Fourier
projections for functions with varying degrees of smoothness, including some singu-
larities of integer or fractional regularities, as well as logarithmic singularities. We
explore the phenomenon of superconvergence mentioned earlier in Fourier approxi-
mations for these functions and derive optimal convergence rates theoretically. This
implies that the previously mentioned factor “Inn” can be eliminated. Additionally,
we provide a detailed analysis of the behaviors of E,{ (x) around singular points. For
convenience, we assume that the function under investigation is 2 -periodic and we
specifically focus on f(x) within the cardinal period I = [—m, 7].

The rest of this paper is organized as follows. In Sect.2, a detailed analysis will
be presented for functions with integer regularities. Section 3 will focus on functions
with fractional regularities, while also discussing the extension of similar results to
cases involving logarithmic singularities. Numerical examples will be provided in
both Sect.2 and Sect.3 to illustrate the sharpness of the proposed results. Finally,
conclusions and discussions are concluded in Sect. 4.

2 Asymptotic behaviors for integer-regular functions

We restrict our attention to the pointwise error E,{ x) = f(x)— S,{ (x). Let D, (1)
denote the n-th Dirichlet kernel

n

) sin (n + 1)t
Dy(t)= ) &M= — 2. 2.1)
j— sin b}
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It is well known that S,{ (x) can be represented as a convolution of f and the n-th
Dirichlet kernel (2.1), precisely,

Vg

1
S,{(x) =7 f@®)D,(x —t)dt. (2.2)

The convolution (2.2) will be reduced to an identical transform once that f (x) degen-

erates into a trigonometric polynomial 7;,(x) = ZZ’:O [ak cos (kx) + Bx sin (kx)],
m<n,i.e.,

1 7
Tm(X)ZE/ T)Dpy(x —t),m=0,1,--- ,n.
-1

Subsequently, the pointwise error function can be presented by

‘l s
Eﬁm=5; [f(x) — F(1)]Dn(x — 1)dt

1 T 1 [" sin[(n + )¢
=5— | [f) = fG=DIDa(0dt = — ﬂnw—ifTAJm
T J_x T J_x S bl
1 (7 1 [7
=— @(x,t)cos (nt)dt + — ¢ (x, t) sin (nt)dt
T J_ . T J_ .
—af D 4 P, (2.3)
where
: L ey _ L
o, 1) = W b =i 2 SO IO 53 Ly
sin 5 t sin 5 2

and ¢ (x, 0) is defined by lim; .o ¢ (x, t). Then all we have left is to estimate aj, @0

and bf (x’t), which depend on the smoothness of ¢(x, ¢) and ¢ (x, 1). Throughout this
paper, ¢(x,t) and ¢ (x, ) are regarded as functions of variable 7, and x is a fixed

parameter. Additionally, the following notations will be used repeatedly:

r—k

xX—t
_ar -5 k X —t . r!zj,r_k_j(x—t)
z,,k(x—t)—at (W)at <COS ) ), Hr,k(.x—t)— E (r—k——J)‘J'
=0

2

Firstly, we give a lemma that will be used repeatedly in the subsequent discussion,
whose proof can be completed easily by induction.

Lemma 2.1 Suppose that a(x) and B(t) are two functions, and ((t) is suitably smooth,
then for any nonnegative integer m, it holds that

m BO® !
8{”[a(x) - ﬁ(t)} LG lD Y = e il ol 2.5)

x—t (x —)ym+l
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The functions we encounter frequently in practice are sufficiently smooth in the most
parts of the underlying domain, except for a few singularities. Inspired by Krylov’s
method of separating singularities, we restrict our attention on a class of 2 -periodic
functions satisfying that

fecC (Hand f' ecU\{c}), ¢ € (—m ) (2.6)

with £ (¢ £0) =lim,_, .+ £ (¢) existing for/ = 1,2, 3.

Itis enough to consider the case of inner singularity, since the function f (x) is peri-
odic, and a translation can be imposed on f once the singularity lies on the endpoints
of | =[—m, m].

The following lemma concerns the smoothness of ¢ (x, t) in (2.4).

Lemma 2.2 Let f be a 2m-periodic function defined by (2.6). Then for fixed x € I,
¢ (x, 1) defined by (2.4) is included in C"(I) when x # ¢, while in C"~'(I) when
x = ¢. Additionally, 3] ¢ (¢, 0 £ 0) exist.

Proof From the definition of ¢ (x, 1), it is obvious that ¢ (x, ¢) has continuous deriva-
tives up to order r at t € [—m,0) U (0, w]. With the help of Leibniz’s Formula,
Lemma 2.1 and Taylor’s theorem, we have that for x # ¢ and ¢ (¢ is sufficiently
closed to 0 such that x and x — ¢ locate in the same side of ¢),

r . . (k) r—k _k
A Px, 1) = Z <Z> [M} Z <r j )Zj,r—k—j(l)
j=0

k=0

) (y— _k
_i R Z rlzj k= (1)
= (—1)kgk+1 r—k— !

j=0
- (_1)k+1 (k+1)
= —f [x — (1 —0)t]1H, (1)
, :
= (k+ 1)
r (_l)k+l 1
N mﬂ D (x)H, 1 (0), 1 — 0, (2.7)
k=0 ’
where
=t Pz r—k—j(t) 5\ I\ (r—k—j)
H(t)y=) ————— zi,rk—jt) = -
O =) gy ke <sin%> (cos3)
j=0

@ Springer



Local behaviors of Fourier expansions for functions... Page7of32 47

and @ € (0, 1). From (2.7) and the derivative limit theorem, it establishes that ¢ (x, t) €
C" (1) since zx ;(¢)’s are sufficiently smooth. Analogously, it indicates for x = ¢ that

oy p(x. 1) f(_l)kﬂf”‘“)[ (1 = O)1H,—1 (1)
X, = DN X — - r—1,k
! = (k+ D!

r—1

ezﬂf(kH)(x)H 0), t >0
k=0 (k+])! r—l,k k)

due to that f ® cC (I), k=0, ---,r. Again by the derivative limit theorem, we see
that ¢ (¢, 1) € C"~1(1).

In addition, for x = ¢, by (2.7) it yields that 9, ¢ (s, 0 & 0) are well defined by
f®(cF0),k=0,---,r+ 1and the smoothness of 2k, (1).

Remark 2.1 Lemma 2.2 is also true for f(x) possessing multiple singularities
S ={g €I : i = 1,---,s}. Assume that the 2w-periodic function f €
C(I),and f0+D e €1\ §) with fO*D(¢; £0), I = 1,2, 3 existing for ¢; € S.
Then ¢(x, 1) € C"(I) forx € I\ S, and ¢(x, 1) € C"~1(I) forx € S. Additionally,
9/ ¢ (i, 0 £ 0) exist for ¢; € S.

From Lemma 2.2 and Remark 2.1, we see that ¢ (x, t) in (2.4) inherits almost all of
smooth features of f in R except for x = ¢; + 2km, k € Z (Z is the set of integers).
For a special case f(x) = arcsinsinx, ¢(x,t) € C(I) whenx € I\ {:l:%} and the
smoothness is degenerated when x = :l:%, we see from Fig. 2 that ¢ (%, 1) have two
jump discontinuities in the cardinal interval.

Now we return to our motif: the superconvergence rates of Fourier expansions for
limited regular functions.

Theorem 2.1 Let f be a 2w -periodic function defined by (2.6). Then the error defined
by (2.3) enjoys decay orders

—r—2
£ ) = {A(x) O, x eI\ {g} 08

Om" ), x=g
5 arcsin sin ¢(0.2,1) &(—5,1) &(5,t)
. 1 1
1 0.5 0.5
0 0.5 0 0
1 0.5 / 0.5 \
0 -1 -1

2
4 2 0 2 4 4 2 0 2 4 4 2 0 2 4 4 2 0 2 4

Fig. 2 ¢(x,t) inherits perfectly the smoothness of f(x) = arcsinsinx except for x = 2kmw £ %, k =
0, £1, - - - . The non-smooth points (circled) in the second graph match exactly those in the first graph. The
jump discontinuities in the last two graphs owe to the singularities :t%
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with A(x) = |x — ¢|~! for x near .

Proof (1) We prove firstly the case x # ¢. From Lemma 2.2 and by integrating by
parts repeatedly, bf,’(x’t)(x) satisfies that

1 Tl : r+1
an't |bl‘f()‘”)| = / 't (x, 1) sin(nt — Tn)dt
-7

S bug .
=‘(/ +/ >8tr+lg(x,t)e’mdt
—x Je

where we used the symmetry of the convolution and set

T
< ‘ / 3 (x, e de
-7

) (2.9)

z0,0(x —1).

e TR = FO)
X —1

For the case x € [—7, ¢): We endow fU*)(x) at x = ¢ with supplementary
values f(’“)(g —0), / =1,2,3. From (2.5) and Taylor’s theorem with Lagrange’s
remainder, it is easy to verify for ¢ € [—m, ¢] that

@)
s fx) — Z;{:O L 1!(t) (x — t)l

+1 _
oty =Y P Hyppx(x — 1)
k=0
r+1 k1)
FED &
= — ——H —t 2.10
= 1k (x — 1) (2.10)
k=0
and )
r+ (k-H)( )
02 =3 LWy =

e+ 1)

are well defined at + = x too and uniformly bounded since f ®) (x) € C[—m,c],

k=0,1,---,r+ 3, where & and 5y locate between ¢ and x. Therefore
S . 1 . s
‘ / o g (x, e~ "dt 5—{ o g (x, e ™| |+ / 9 2g(x, 1) dt}
— n -
=0m™h 2.11)

holds uniformly for x € [—m, ¢).
For the other integral in the parentheses of (2.9), we have

1 T
57{ +/
n s

o g e, e ™7 oy g x.1)

T
/ O g (x, e ™ dr
S

dt}. (2.12)
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In addition, d; +1 g(x, t) can be bounded for some positive number C; that

% Fo) =Yk, L0 —

o/ g(x. 0| = Hyyk(x —t)'
t = ()C _ l)k+1
r+1 k—1 f“(r) 1 k
fx) =302 (x —1) f()(t)}
= Hyg1 j(x — 1)
k:0|: (x t)k+1 S k(x—1)
S I 2.13)

t—x " |x—g]

due to that

FO -Y 0@ -ty [T O e - lde o
(x —t)k T k=Dl -0k &k

(2.14)

f ®) (t) and Hy41 x(x — t) are bounded on [¢, ], where we used Taylor’s theorem
with Cauchy’s integral remainder in the last equality in (2.14), and

min f(k)(r) < o0 < max f(k)(t)
T€lt,x] Telt,x]

forallk =0, 1,---,r 4+ 1. Thus, it yields that the first term in the brace of (2.12)

r+l
al

g, e ™" = O(x — | ™). (2.15)

ar+2

Similarly, d; " “g(x, f) can be bounded by

g, 0| =

12 ftx FED (o) (x — 1)k 2dr
Z [ (k —2)!(x — t)k+!

k=0
S SO
Ck=D\x =02 kl(x—1)
C 3
<
“t—x  (t—x)7%

:|Hr+2,k(x —1)

te (gl (2.16)

for some positive constants C>, Cs, which implies that the integral in the brace of
(2.12) satisfies
T
J

for some constant C > 0.

o 2g(x,1)|dt = Clx — ¢|™! 2.17)
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Therefore, from (2.12), (2.15) and (2.17) it shows that
T .
‘/ I g(x,ne™™dt| =[x —g|™' - Om™). (2.18)
s
Combining (2.9), (2.11) and (2.18) leads to

b0 = x — 7" Om™ ), x € (-7, 9). (2.19)

For the case x € (g, w]: by the same argument, (2.19) also holds for x € (¢, ].

x,t . .
For a,; ( ), by a routine exercise we have

2m|af™"| <2

T .
/ o(x, e dt

-7

= ’/ [f() = fO)]e ™ dr

=‘ i fe Mdt| = Om="2). (2.20)

-7

Substituting (2.19) and (2.20) into (2.3), we deduce (2.8) for x # ¢.

(2) The case x = ¢ can be checked by integration by parts as follows

=

e "o , ra
mn”|bgen| = 3 ¢ (s, t)sin(nt — 7)alt
—T

s .
/ 0/ ¢ (s, e dt

-7

=’/ 9 g(c, t)e Mdt| = ’(/ +/ )3,’8(;, He "Mdt
-7 -7 S

=0n™ Y, (2.21)

since

i F(@) = Yk L0 —py

k=0
- Z S ED )| Hoi(s = 1)
= (k+ D!

is bounded for v = r, r 4 1, where & locates between ¢ and ¢. This implies E,{ (¢c) =
O(n~"~1) by noticing that (2.20) also holds for x = ¢.

Remark 2.2 For f defined by (2.6), it is easy to verify that f+D(x) is of bounded
variation and then || E} [c = O(n~"~') by Theorem 1.1.
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Remark 2.3 1If the non-dominant term ﬁ—zx in (2.16) is taken into account, then A(x)

becomes a slightly redundant form O (|x — ¢|~! 4+ | In |x — ¢||). For more details on
the sharpness, see Fig. 6.

Next, we consider that f(x) has a finite number of singular points in /. Suppose
S ={s1,..., 6} C I is afinite set with

T <G <M< <Gy <TT,

f(x) is a 2w -periodic function having continuous derivatives up to order r; at ¢; € S,
and sufficiently smooth in 7\ S with £t (¢; £:0) exiting forall ¢; € S,1 = 1,2, 3.
Define g = —7, pts = 7, e = %,K =1,---,s—land U; = [pj—1, 1jl,

US=Uj\{gj}forj=1,2,-- 5.

Corollary 2.1 Assume f(x) and S are defined by the above, then it holds that

Ef o) — Aj(x)-O(n™"2), x € us, (2.22a)
n(x) = O(n—min{r+2,rj+l})’ x=gj, (2.23b)
wherer =min{r; : j=1,---,s}, Aj(x) =[x — gj|_1 ifrj =rand Aj(x) can be

removed if rj > r + 2.

Proof 1t is obvious from Lemma 2.2 that 9/ ¢ (x, ) € C(I) whenx € I \ S. Suppose
X € Uj‘?, then by the similar method (2.9) for Theorem 2.1 we have that

1 s - r+1
an't |bf,’(x”)| = / 't (x, 1) sin (nt — Tn)dt
-7

N
Z/ +/ O g(x, e ™ dr
oJu In(ul)

Analogous to the proof of Theorem 2.1, we see that

=

f N lg(x, e ™dr = |x — ;17 'OM ™,
Uj

/ O Mg(x, e ™dr = O™,
NV,

where Aj(x) = |x —g; |~Lif rj =r,and A;(x) canbe removedifr; > r; +2, which
leads to (2.22a).
By analogous arguments of Theorem 2.1, (2.22b) can be obtained.

To check the results obtained above numerically, we illustrate the asymptotic orders
of E,{ (x) for f(x) = |sin(x — 1)]3e! "% and the zigzag linear function f(x) =
arcsin sin x. See Figs. 3 and 4, respectively.
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T s ™
xr=— r=—= xr=—=
10" 1 10° : 10° 2
R --\EJ(§)>\ --\Ei(zl)\ -°-\Enf(wl)|
- - O(n"* S - O(n~ - O(n~
10 (n™*) 10! (nY) 10! (nh)
104
102 102
10°°
3 -3
108 10 10
10 4 4
10 10 10
10" 10> 100 10t ' 100 100 10t ' 10> 100 10t

Fig. 4 Pointwise errors of Fourier expansions for function f(x) = arcsinsinx, which is a zigzag linear
function, with singular points x = 2km + %, k € Z (see Fig.2)

Interestingly, for the functions with some jump discontinuities such as sawtooth
function
f(x) = —x + msgn(x),

the pointwise error E, ,{ (x) corresponding to the smooth parts also enjoys a convergence
rate O(n~ 1), although the Gibbs phenomenon may come as expected at singular points
x = 2km, k € Z (see Fig.5).

From Figs. 3, 4 and 5 we observe that the convergence orders of E ,{ (x) for different
functions with various smooth degrees are completely consistent with the statements
of Theorem 2.1 and Corollary 2.1. All of these convergence orders are attainable,
which indicate that the estimates above are optimal.

In order to illustrate the behaviors of A (x) in front of O (n~"~2), we further consider
the function

f(x) = arcsinsinx, x € [—m, 7]

(see Fig.6). In particular, the demonstrations in the zoomed-in graphs indicate that
the estimates for A (x) are much sharp. The consistencies may be more accurate if the
logarithm term (Remark 2.3) is taken into account (see the third subplot of Fig. 6).

™ s
T="70 =700 Gibbs phenomenon
1 1 p
10 - 10° - 4
+\E/,(fvl)| +|E£($1)\
- om™) 10°7 = O™ )
10° A
107!
0
4
10
1072
10”7 2 —Siwtooth
4 10 —Sy(@)
107 107 -4
o' 102 10 10t o' 102 100 10t 2 0 2 4
Fig.5 Pointwise errors of Fourier expansions for sawtooth function f(x) = —x + wsgn(x) with singular

points x = 2k, k € Z. The graph of f(x) and the Gibbs phenomenon are sketched in the last subplot
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3><10 1.5><10 1><10
B ()] . | B ()] ~|E[@)]
—cilz — | —cilz —g| ! —cflz — [T+ [In|z — o))
2 1
1 0.5
0 0 0
-4 -2 0 2 4 -17 -1.6 -1.5 -1.9 -1.8 -1.7 -1.6

Fig. 6 Pointwise error of E,{ (x) of Fourier expansion for f(x) = arcsinsinx around the singularities,

where ¢; = 1.1e — 5 and ¢ = 9e — 6. The consistencies of A(x) and E; (x) around the singularities
are demonstrated in the zoomed-in graphs (the second and the third). The experiment is performed with
n =249

3 Asymptotic behaviors of E,’; (x) for fractional-regular functions

Generally, the algebraic and logarithmic singularities are two classical types of irreg-
ular behaviors, which can be described as |x — ¢x|** and In |x — ¢x| in a neighborhood
I, of gi. Subsequently, the present section focuses on the 277 -periodic function f (x)
that is sufficiently smooth in [ except for S = {¢x : —7m < ¢ < --- < gy < 7},
around which f(x) can be described by

Fx) = |x — qeMh(x), x € I, 3.1)
or
F) = |x — g (o) In|x — gil, x € I, (3.2)

where I, = (¢ — 8.6 +8) C (—=m.m). k=1,--- s with § € (0,5) and

mino<g<s [Sk+1 — Skl
2

S:min{l, }, S0 =~—T, Gs+1 =T
and all the i (x) are sufficiently smooth.

Inspired by the translation invariance of periodic function and the method of sepa-
rating singularities, we restrict our attention on the case f(x) with only one internal
singularity ¢ = 0, without loss of generality. Consequently, the remaining of this
section is mainly devoted to the consideration of the type of 27 -periodic functions
sufficiently smooth on 7 \ {¢}, which can be described around the origin by

fx) = |x*h(x), x € Iy = (=8, 8) C [, 7], (3.3)

where A > —1 and A (x) is sufficiently smooth. In almost exactly the same way, our
conclusions can be extended to the case of logarithmic singularity

fx) = |x|*h(x)In|x|, x € Iy, (34)
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also h(x) here is sufficiently smooth and A > —1.
The n-th remainder of the expansion for f(x) is

El(x) =Y [a] cos(kx) + b] sin (kx)]. (3.5)
k=n+1

Obviously, the coefficients akf s bkf dominate the error E,{ (x), so we estimate firstly

the convergence orders of a,{ and bkf . Recently, Dominguez, Graham and Kim [33,

Lemma 3.1] and Xiang, He and Cho [34, Lemmas 3.1 and 3.2] generalized the van
der Corput’s Lemma [35].

Lemma3.1 (/33, 34]) Fora > —1 andt € [0, b], b > 0, we have for w tending to
oo that

t ) —(l+a) —1.0
/ .L,Olelw‘[dr — O(w_l )7 o E ( ’ ] (3'6)
0 Ow™), a>0
and
t . O 1+|lnw| _1 0
/ *Inte'"Tdr = ( wlte ) @ (=10l (3.7)
0 Ow™), a >0,

where the constants in O are independent of w.

Lemma 3.2 (van der Corput-type Lemma) Let [ be defined on [0,b] and f' €
LY0, b]. Then we have for « > —1 and b > 0 that

b , Ow 149y o e (—1,0]
o Wt =D - ’ ’ 3.8
‘fo o f()e " dr {(’)(w“), 2 (338)
and
b . O (vl -1,0
‘/ ¥ ln.cf(r)elwfdt =9. ( wlte ), o € ( ’ ] (39)
0 Ow™H, a>0

hold for w tending to oo, where © = (|f(b)| + fob |f’(r)|dt) and the constants in O
are independent of w.

Proof Let F(t) = [y t*e""dt. Then we have

b b
= '/0 T%dF(7)| < [’f(b)‘ﬂL/o ’f/(f)‘dfi|||F||oo,

b .
'/ ¥ f(r)e'" dt
0
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which, together with (3.6), follows (3.8). Addiyionally, we arrive at (3.9) immediately
in the same way by setting F(7) = for t*Inte'™dt.

Remark 3.1 It is evident that both (3.6) and (3.8) also hold for w approaching to —oo.
Furthermore, when assumptions in Lemma 3.2 are satisfied on [b, 0] (b < 0), (3.6) and
(3.8) still hold with the integral limits interchanged, w replaced by —w. Meanwhile,
(3.7) and (3.9) are true with w in logarithm terms replaced by |w|.

With the help of Lemma 3.2 and Remark 3.1, we have that
Lemma 3.3 Let f(x) be the function defined in (3.3). Then it holds for all . > —1
that

al =0, bl =0G*"), k- oo, (3.10)

where the constants in O are independent of k.

Proof By v = [A] we denote the largest integer not larger than A. In the case A not an
integer, by integrating by parts repeatedly we have for the projection integral that

T ik ()\)v+1 T (v+1) ik
f)edx| = =] f FUTY(x)edx
. kv .

-6 8 T )
{/ +/ +/ }f(v+1)(x)e’kxdx
- -4 $
s (+1) ik s A v+ ik
/ [xkh(x)] e xdx—i—/ [x h(—x)] e’ xdx‘
0 0

+O%™h,

@3.11)

- ()‘)U—H
- kv-‘,—l

_ O\)v+1
T vl

where we used in (3.11) the sufficient smoothness of f(x) on I \ (—§,§) and the
Pochhammer symbol (A)y41 = A(A —1)--- (A — v) with ()9 = 1.
From Leibniz’s formula it follows that

A (w+D) A—v—lv+1 VAT o a0 o]
[x h(x)] =X Z ! X (x*)*h ()
1=0
=: (0" (), (3.12)

where
2(x) = plx, h(), B (x), -+, RV (0]

is a sufficiently smooth function due to that p is a polynomial of v + 3 variables.
Then, we obtain immediately from (3.12) and Lemma 3.2 that

8 .
/ [x)»h(x)](v+1)elkxdx —

$
/folz(x)e”“dx =0k, (3.13)
0

0
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By analogous arguments, it is easy to obtain from Remark 3.1 that

)
/ [x)‘h(—x)](vﬂ)eikxdx' — Ok ), (3.14)
0

Thus, substituting (3.13) and (3.14) into (3.11) leads to

‘ i F)e*dx| = 0k, (3.15)

-7

For A being an integer, we obtain (3.15) directly by integration by parts A + 1 times.
Now we arrive at the conclusion (3.10) by (3.15), since

! foe*dx

-7

f(x)sclkx)dx| <

‘ e
)

—TT
where sc(x) = cos x or sin x.

The analogous conclusion for the logarithmic case (3.4) can be checked in the same
manner by replacing (3.12) with

v+1 _ _
INISY v4+1—r 1 (I—r)
[x’\h(x)lnx](vﬂ) =x V1 ZZ W+ DIG)rx (Inx) R ()
=0 r=0

w+1-=-DII—r)'r!
=: " plx Inx, h (), B (), - BT ], (3.16)
where p is a polynomial of v + 4 variables, with the degree of In x at most 1.

Corollary 3.1 Let f(x) be the function defined in (3.4). Then it holds for all . > —1
that
al =0 (k—H lnk) . b =0 (k—H lnk>  k — oo, (3.17)

where the constants in O are independent of k.
Proof The proof can be completed in the analogous manner by (3.9) and (3.16).

Theorem 3.1 Suppose f(x) is a function defined in (3.3) or (3.4) with A > 0, then

Om™), for(3.3),

E} =
1 Eq [l oo ((~m,71) O *1nn), for (3.4).

Proof Substitute (3.10) into (3.5), it holds for some constant G that

0 o0
IE Ioq-nay <G Y k771 <G / x T ldx = 0m™).
k=n+1 n
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Similarly, by substituting (3.17) into (3.5) and when Inn > we have

1
A1

o 00
IE] L (onnp < G Z kK nk < Gf x 7 nxdx = O™ 1nn).
k=n+1 n

In the remainder of this section, we will focus on the pointwise error E;,f (x) corre-
sponding to f(x) defined by (3.3) based on the smoothness of ¢ (x, 7) and the van der
Corput-type Lemma. It is obvious from Remark 2.1 that ¢ (x, ¢) w.r.t. f(x) is included
in C¥(I) when x € [—7, 0) U (0, 7], and in C*~1(I) when x = 0, where v = [A].

Theorem 3.2 Let f (x) be afunctiondefined in (3.3). Then the corresponding pointwise
error E,{ (x) enjoys the following decay orders

AX)-Om™ N, xelp\ {0}, r>—I, (3.19a)
El)=10n>*"), xel\l r>—1, (3.19b)
Om™), x=0, »>0, (3.19¢)

where A(x) = |x|~! for x near 0.

Proof By C, C’ we denote some positive constants that may be unequal in different
places in the current proof. We focus our proof solely on the case where A is not an
integer, as the cases of A = 0, 1, - - - can be reduced to the specific examples covered
in Corollary 2.1.

(1) We first consider the case x € [—m, 0) U (0, ].

bg(x,t

e For the decay order of ): According to Lemma 2.2, we have for x €

[—7m,0) U (0, ] that

G0 —
|b” | _JTUU'H

T
]
/ 01 (x, 1) sin (nt — %n)dt

-7

8 T 0 -8 )
(/ +/ +/ +/ )af+1g<x,r)e’"’dr
0 § -8 -7

In the case x € (0, d): For the first integral in the parentheses of (3.20), it is
obvious that

) 8 A A
; h(x) —t"h(t ;
/ atv-ﬁ-lg(x, t)elntdt :/ 8[U+1 [%ZO’O(‘X _ t)i|elntdt
0 0 -

8 h(x) — h(t ,
:/ 8tv+l |:t)” (x; ; ( )ZO,O(X _ t)]elntdl
0 _

8 X )
+h(x)/ a;}“[ ; zO,o(x—t)}e””dt. (3.21)
0

X —

. (3.20)

1
<
“anvtl
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From Lemma 3.2 we have that for the first integral in the last formula of (3.21)

5 h(x) — hi(t : ) :
/ oyt |:t)‘ ) —h(®) - 20,0(x — t)]e’"tdt =/ A7 (x, 1el™ dr
0 X — 0

t
:(’)(n”_’\), (3.22)
since
oil k i (k—j)
W+ D)1kt zj—11(x — 1) (h(x) - h(t))
u(x, 1) _,;,202 W+T—Rlk=)IG—DU ' x—1
is smooth.

For the second integral in the last formula of (3.21), we get from (2.5) and Taylor’s

theorem that
b A4k
x" —t .
f gyvH! z0.0(x — 1) [ dt
0 X —1

v—2 v+1 5 )
:<Z+ Z )/ ok (x, t)Hyy1 (x —t)e'"dt, (3.23)
k=0 k=v—1/ 70
where
Z ()\)lt x l)l
ok (x, 1) = é 0 i (3.24)
satisfies for ¢ € [0, &] that
Mg !
o] == [ S C k=0 v, (3.25)
[hor e, 0| | = Sy G - !
k+1 (x — t)k+2
3 A—k—2
_M <C, k=0,---,v-2 (3.25b)
(k +2)!
with & locating between x and 7. Then from Lemma 3.2 it yields that
5 .
Z/ 0k (x, t)Hyy1 1 (x — t)e"dt = Om™h. (3.26)
k=0 0
Whereas, it holds for k = v, v+ 1 and ¢t > O that
) A—k—1 0 k=
wi(x, 1) =t" 1 o (x, 1) = Mier18¢ e v (3.27)

k+ D1 1<0, k=v+1

@ Springer



47 Page 20 of 32 S.Yang and S. Xiang

with some &; between x and 7. Analogous to [26, Appendix A] by an elemen-
tary proof, we can show that d;ux(x, ) > 0 and then wux(x, t) is monotonically
increasing w.r.t. t > 0 for k = v, v + 1. Therefore, we get from (3.27) and the
smoothness of H, y(x — t) that

P vl-h [ C/;V“*A < C t>x
max x, ) <C|— - XX ’ 3.28a
ze[o,a]m”( )| =< (S:;) ~cC P<x ( )
A
oMoz (3.28b)

max |y 1(x, )] < C'lim |pyq1(x, )| =
] t—0

1[0 v+ Dx’

) )
| o 0Bt = 0] e < € [ o e, 0]+ s,

)
C
< C'|pk(x, 8) — pr(x, 0)| +/ luk(x, 0)]dt < =, k=v, v+ 1. (3.28¢)
0 X

With (3.28) in the hand, we have immediately by Lemma 3.2 that

) §
f ok (x, ) Hyy1 1 (x — )e'™dt =f U g (e, ) Hy gy i (x — 0™ dt
0 0

=lxI7'O(n"™*), k=v, v+ 1. (3.29)

Additionally, from (3.25a) and (3.29), it holds that

8
‘/ oy—1(x, ) Hyq1,p-1(x — ne'"dt
0

)
/ 00 (6, 1) Hys 101 (x — D)™ i
0

1
S—[C+v
n

} <IxI"'ow™Y.  (3.30)

Combining (3.23), (3.26),(3.29) and (3.30) yields that

b) Xh— )
/ a;’“[ , 20.0(x — t)j|e””dt = x| O(n" ). (3.31)
0 X

Then, the following decay order is an immediate result by substituting (3.22) and
(3.31) into (3.21)

(S .
/ 3 g(x, e dt = |x|7'O(n" ). (3.32)
0
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For the second integral in the last formula of (3.20), we have for x € (0, %) that

AT[ 8tv+lg(x7 l)einl‘dt — /(:T 8[U+1 [WZO,O(X _ t)]einldt

:xkh(x) /7T atl)+1|:zo,0(x - t)i|eintdt _ /T[ atv-i-ll: f( ) Z O(X _ t)] lntd[
8 8

X —1
=x*O0m™", (3.33)

and for x € [%, 8) that
b4 . T _ / .
/5 8tv+lg(x,t)e!ntdt =/5 3,”“[%%,0()6 —t)]e””dt
=0, (3.34)

by the sufficient smoothness of f(¢) and zg o(x — ?).
For the third integral in the parentheses of (3.20), we have by Remark 3.1 that

0 A (=) .
/ av-i-lg(x t)emtdt / 8,v+l |:x h(x)x (tt) h(t)Z0,0(x _ t):|emtdl‘
s -
A
_h(x)/ 3v+1[ - t) Zo,o(x—t)ileimdt

+ f 3,U+1|:(—I)szo,o(x —t)}e"”’dt
_8 -

v+1
—Z / (=0 Qu (o, ) Hysy i — D) de + 0" ™), (3.35)
where
s k(=D =t 1
oty X=Xy — (=)
Qk(-xst) _(_[) . (x—t)k'H
_()C o t)U—H—k )C)\ _ (_t))» —t v+1-2
T x—1 x—=0)* \x—t
k I+1 v1-1
(=D ) —t
3.36
()] @3
satisfies
C C
Jnax IQk(x Nl < ot LN 0 Ok(x, )| < G —12 (3.37)
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fork=0,1,---, v+ 1. We obtain from (3.35), (3.37) and Remark 3.1 that

0 .
/ 3 le(x, ne™dt = |x|T'Om ). (3.38)

For the forth integral in the parentheses of (3.20), it is obvious by the sufficient
smoothness of f(¢) on [, —§] that

-0 . ) )»h _ t .
/ 8+ g (x, e dr = / a;’“[x—(x) O ot - t)}e”"dz
- -

X —1
=0mn™h. (3.39)

Substituting (3.32), (3.33) or (3.34), (3.38) and (3.39) into (3.20) leads to

p?ED = |x[T'Om ™), x € (0, 8). (3.40)

In the cases of x locating in (—§, 0), [§, 7], [—7m, —4]: For the case x € (-4, 0)
it can be proved in the exactly same way above that

pPED = |x|7tOm ™Y, x € (=8,0), (3.41)
and for cases x € [§, ], [—m, —§&], we have from Lemma 3.2 that
pPOD = O™, x e I\ I, (3.42)

since f(t) is sufficiently smooth on I \ Iy and can be described by |¢|“/h(f) on
Iy = (=34, 96).
e For the decay order of af"": By Lemma 3.3, it is obvious that

a¥@:n =% /ﬂ @(x,1)cos (nt)dt = % i [f(x) = f(0)]cos[n(x —1)]ds

/g -7

COS

(nx) (™
/ f(t)cos (nt)dt —
2w —x

_ cos (nx) y  sin(nx)
- 2 2

sin (nx) 7 .
/ f (@) sin (nt)dt
2w —r

bl = On*Y. (3.43)

Now, we arrive at the conclusion (3.19a) by substituting (3.40), (3.41) and (3.43)
into (2.3), arrive at (3.19b) by (3.42) and (3.43) into (2.3).

(2) We consider the cases of x coinciding with the singularity 0.
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For A > 0, we have by integrating by parts repeatedly and Lemma 3.2 that

7| ©9] <

T[ .
¢ (0, )e'"dt| =
—TT

t
' f(_ ) t2 lntdt
- i

Cos % @ int ) cos % © int
/ f(=t)—| e dt+/ |t/ h(— r) T e'dt
I\(=8.5) sin 3 nz

1] (8 0
<Om™V N+ n—v‘/ [lkh(—t)z(),o(t)]( Veint gy
0

1

2n?

1| [° .
+- f [h(D)z000)]" e di
0

I . I .
=— / vy (el dr +—U‘/ A7 (e M de| + OV

n 0 n 0

1
=n—vc9(n”—k) =0m™), (3.44)

where w1 (¢) and w;(¢) are smooth functions on [0, §].
Then the conclusion (3.19¢) is obtained by combining (2.3), (3.43) and (3.44).

By the same approach of separating irregularities for Corollary 2.1 and the same
method of the proof for Theorem 3.2, we have that for the case (3.1) with multiple
irregularities
Corollary 3.2 Let f(x) beafunctiondefinedin (3.1). Then the corresponding pointwise
error E (x) enjoys the following decay orders

A(x) - O™, x e Ig \ k), A > —1, (3.45a)
El)=10m7 Y, xel\(U_1g), *»> -1, (3.45b)
O(n=minler 1 -y — g A > 0, (3.45¢)

where . = minj<g<s {M}, Ax(x) = |x — ck|~! for x near ¢y and Ax(x) can be
removed if A > X+ 1.

Proof Similarly to the proof of Corollary 2.1 and by the same definition of Uy in
Corollary 2.1 we have

+1 R
oo g

S
=2 / + / 07 g(x, e dr|
= oo

/ 3V g (x, e ™dt = O(n~")
(Y2 Uk)

and by the same method of the proof for Theorem 3.2 it holds that

) ke .
/ 3V g (x, e " dr :/ 3 e(x, ne™™dr = |x — g | 7' OM" ™),
Uy Mk—1
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A=0.3 A=03, 2=0 A=03, a=m
10! : 2
” hS | E] (z)] 4 hY —~|E] ()|
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~
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0.8 0.8
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107
1077 I 02 0.2
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10" 10 10° 10 10% 10° 10" 10 10°

Fig.7 Pointwise errors of Fourier expansions for function f(x) = |sinx|*e!*$I"¥ with A = 0.3 (the first
row) and 7 (the second row)

where we translated the integral ka onto a neighborhood of 0 by the change of
variables T = t — ¢, the upper and lower integral bounds £ should be changed into

Gk — Mk—1 and ug — Gk, respectively.
Then by the same approach of Theorem 3.2 the proof is completed.

To observe the error bounds (3.19) and (3.45) numerically, we consider the concrete

function
fx) = |sinx[*e' M x € [—7, 7]

with various values for A (see Fig.7). All of these convergence orders are attainable,
which indicate that the estimates (3.19) and (3.45) are optimal.
In order to illustrate the behavior of A(x) in front of @(n~*~"), we concern the
special case
fx)=| sinx!l'sel+8inx

(see Fig.8). Again, the demonstration in the zoomed-in graph indicates that the esti-
mates for A(x) are sharp.

We also consider the following function as an example with different irregularities
at various singularities

f@) = xPh@), x € [-x, 7], (3.46)
where h(x) is a 2 -periodic sufficiently smooth function.

Different from the Jacobi projection approximation, the two endpoints may be two
corner points after a periodic extension being imposed on f(x), which may result in
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gt 5 x10%
~|E ()]
—clz — ¢!
2 2
1 1
N G W B |
-4 -2 0 2 4 -0.1 -0.05 0 005 0.1

Fig. 8 Pointwise error of E,{(x) of Fourier expansion for f(x) = | sinx|]'5el+5i”, x € [—m, 7] around

the singularities, where c3 = 1.6e — 6. The consistencies of A(x) and E,{ (x) around the singularities are
demonstrated in the zoomed-in graph (the second). The experiment is performed with n = 249

a catastrophic deceleration on the decay rate of E ,{ (x) (see Fig.9). The convergence
rate depends largely on the scale of A when 0 < A < 1, and suffered from the endpoint
singularities x = &7 when A > 1 (see Corollary 3.3 and Fig. 11).

Based on the smooth degree of ¢ (x, ) and Corollary 3.2, it follows immediately
that

Corollary 3.3 Let f(x) be defined in (3.46) with A > 0. Then the pointwise error
E,{ (x) enjoys the decay orders

Ax)- O™, x € (—n, 1),

El(x) = A>2
" O(nil), x = &,
A=25 A=15 A=05

50 12

40 15 10
8

30 10
6

20

—[—3m, 37] 5 —[—3m, 37] 4 — [—3m, 37]
10 —[-m, 7 —[-m,7] ) — [, 7]
0 U 0 \J 0 y
5 0 5 5 0 5 5 0 5

2
Fig.9 The periodically extended functions of f(x) = |x|*e!T$I"" ¥ with A = 2.5 (left), 1.5 (middle) and
0.9 (right). The circled points are corner points owed to periodic extensions, and the squared points are
singularities dependent on the size of A
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A=25,2=15 A=152=15 A=09,2=15

- |E] (z)]
-n 102

10°

G - |E] ()]
- n 2 102 —

o' 10> 100 10t 0" 10> 100 10t ' 10> 100 10t

2
Fig. 10 Pointwise errors of Fourier expansions for function f(x) = [x|[*e!*SI""¥ with A = 2.5 (the first
column), 1.5 (the second column) and 0.9 (the third column)

with A(x) = |x — c|~! for x near ¢ = +m and

Ax)-Om™), x € (=m,0) U (0, 7),
E,{(x) = Om™), x =0, 1<x<?2,
Om™Y, x = +m,

AX)-Om™ N, x € (—=,0) U (0, n),
Elx)=1 on?), x=0, 0<ir<l1
Om™Y, x = +m,

with A(x) = |x — ¢|! for x near ¢ = 0, 1, respectively.

@ Springer



Local behaviors of Fourier expansions for functions... Page 27 of 32 47

To illustrate Corollary 3.3 visually, we consider function f(x) = |x |)‘el+S.1I12 * with
various values for A. From Fig. 10, we see that the convergence orders are also in
accordance with the statements of Corollary 3.3, and all of the estimated orders are
attainable. From Fig. 11 and the third row of Fig. 10, we observe that the pointwise
errors E,{ (£m) increase instead of decreasing as A growing up, though still E,,f (£m)
enjoy the convergence order O(n~!). A reasonable explanation would be that the
corners (circled points in Fig.9) of periodically extended functions become more
acute as A growing up, which erodes the smoothness of functions at the corners.

An appropriate therapy for this abnormal phenomenon is Fourier extensions, also
called Fourier continuation (see [31, 32, 36] for details). Also, the Jacobi projection
approximation is a really great choice, for which it holds [26]

IE] (x;, B)l < Con™7), x € (=1,00U (0, 1);  |E} (0; , B)| < Cn%;
Ef (o, p)] < Cn 242y |EL (—1; 0, B)] < Cn= B3

On the account of the nice frequency resolution and the facility of FFT, Fourier
expansion generally remains a favorable choice. An alternative efficient approach is
to mollify the corners in Fig. 9 by multiplying f(x) with a window function [30, 37],
which eliminates the corners and may get higher convergence rates of the Fourier
projection. For example, we often employ the C°°-bump window

1, x €[—p,pl C[-m, 7],
—1
wp) = [exp (g +52m) T 11, xe(mm\[-p,pl, (347
0, otherwise,

and Tuckey window

x| —m

1
To(x) = 1j0,1—aym1 (IX]) + 5[1 — cos ( M-z (xD, 0 <o <1,

which force both ends of f to decay rapidly to 0. Then the windowed function w,, f or
T, f is extended periodically, thus the corners (circled points in Fig. 9) of extensions of

A=25 A=15 A=05

| - 02 0.5

. .
08} | 0ls . 0.4
06t | 03
0.1

0.4 | ] 0.2
02 I a 0.05 0.1

0 0 oLt ol

4 2 0 2 4 4 2 0 2 4 4 2 0 2 4

2
Fig. 11 The pointwise errors \E;,f (x)| of Fourier expansions for f(x) = le}”eHsm X with A = 2.5 (left),
1.5 (middle) and 0.9 (right). The experiments are performed with n = 24
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f (x) are eliminated, and now the smoothness is spoiled only by the inner singularities
of f(x). Figure 12 exhibits the numerical experiments for f(x) = |x| 15 lsin x yin
dowed by w, (x) with p = 0.5, which match perfectly the statements in Theorem 3.2,
Corollaries 3.2 and 3.3. Furthermore, the window functions can be employed to elim-
inate the jump discontinuities at boundaries, which may lead to Gibbs phenomenon
after a periodic extension (see Fig. 12).

Additionally, numerous windows have been developed for various functions (or
signals), see [30, 37-39]. The essential features of window functions are that they are
sufficiently smooth on R and equal to 1 on a closed subset [—p, p] of their supports
[—m, 7], that is, the general window @, (x) should satisfy

MHO0=<w,(x) <1, forx € (—m,m),
(2) wy(x), forx € R\ (—m, ), (3.48)
(3) wy(x) =1, forx € [—p, pl.

Window’s constant value on [—p, p] leaves the original function intact on the closed
subset, and the regularity of windowed function is improved by the smooth and fast
fall off near the endpoints. For more details on the windowed function @, (x) f (x),
refer to [30, Corollary 4.5, Theorem 4.6].

Specially, the C*°-bump window w, (x) has infinitely smooth derivatives, which
decay exponentially near x = +m, £p and vanishon R\ {x : p < |x|}. Consequently,
multiplying f(x) by w,(x) erases the corners or jump discontinuities of extensions
of f(x), without damage to the smoothness of other areas, which results in that the
statements of Theorem 3.2 and Corollary 3.2 are also applicable to w, (x) f(x).

The preceding discussion presents a methodology for obtaining the optimal point-
wise convergence rates of Fourier projection approximations for functions that are

Window function w, § 1075 E;}%t)f (z) 105 Decay rates of errors
1 =1 ol
5 10
0.6 -4 -2 0 2 4 10
f (o - 1EL )]
02 0.02 Ego(2) LollF ew)
: 0{ 10 =\E;‘ﬂfgz)\
[ —0 )
-0.2 -0.02 10
-t -m/2 0 /2 T -4 -2 0 2 4 10! 10> 10° 10*
Gibbs Phenomenon w,f
30 - § 10 E;So (x) 0 Decay rates of errors
— /e
203 —s)r (S)I SR i ] G
-4 -2 0 2 4
o B (@) R R
. 5 250 - O(n™")
0 OI i 10710 - 1B (2)]
[—‘ —O(n-25
10 s -5 1013 o
0 5 o 5 1o 4 2 0 2 4 ' 102 10° 10*

in2 )
Fig. 12 Experiments for functions f(x) = |x|1'5elerlrl ¥ (the first row) and f(x) = |x _0_5|1~561+5m x
(the second row) mollified by w,(x), p = 0.5 (the first subplot). Notation fp, refers to the periodic
extension of f
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laf], |bf] A=53, =0 A=53, z=1
10° 10° 10°
] ~—[E] (@) [FE@)]
10’5 =[B! 4 - O(n°?Inn) 4 = O(n %*Inn)
— O(n~%31nn) 10 N 10 x
10—10 N
s 10°® N\ 10°®
10 N
_12 \ -12
20 10 10
10 &
25 -16 -16
10 10 10
10° 10" 10> 10> 10* 10" 102 10° 10t 102 10°

Fig. 13 The decay behaviors of coefficients a,{ and b,{ (left) and the pointwise errors IE,{ (x)| of Fourier

expansions for f(x) = e!™Si"¥|gin x|* In|sinx| with A = 5.3 at the finitely regular point (middle) and
the sufficiently smooth point (right). In order to facilitate the use of Chebfun, we added an epsilon term to
the logarithm term in the numerical experiment, that is, f(x) = e!*"¥|gin x|* In (esp + | sin x|)

sufficiently smooth in the majority of the interval I, except for a few isolate finitely
regular points characterized by |x — ¢i|**. Similarly, by employing the logarithmic
versions of generalized van der Corput’s Lemma (see (3.7) in Lemma 3.1 and (3.9)
in Lemma 3.2), we can arrive at the similar conclusions (only one more logarithmic
term Inn attached) for functions exhibiting a different type of singularity, namely
lx — ck|™ In|x — ¢l as in (3.2).

Theorem 3.3 Let f(x) be afunction defined in (3.2). Then the corresponding pointwise
error E,{ (x) enjoys the following decay orders

Ar(x)-Om™*nn), x el \{sk}, r> —1,
El@) =100 nn), xel\(U_ 1), »>—1,
O(n~minle Ay p) v = ¢, Ax > 0,

where . = minj<g<s {Ar}, Ar(x) = |x — cx|7! for x near ¢y and Ay(x) can be
removed if .y > A + 1.

We also illustrate this extension by the function

fx) =" sinx|* In|sinx|, x € [—7, 7]

in Fig. 13, which displays both of decay orders of coefficients a;,f and b‘,’f and the
pointwise errors E ,{ (x),1n good agreement with the theoretical results in Corollary 3.1
and Theorem 3.3.

4 Conclusions and discussions

In most harmonic analysis textbooks, one of conclusions on Fourier expansions usu-
ally goes as that, the truncated expansions for a periodic continuous function does not
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always converge, and the expansion for a v-th differentiable function enjoys conver-
gence order O(n~"). Afterwards, some extreme examples will be given to illustrate the
conclusion. Nevertheless, the functions we encounter in many settings are sufficiently
smooth in the most parts of underlying domain, except for a few singularities. One may
conclude from the previous discussions that the approximate quality corresponding to
the smooth parts of f(x) is much better than that around the contained singularities.
So the computing costs can be reduced substantially when one focus on local approx-
imations. Additionally, the results obtained describe again the localization theorem
of Fourier series from the view of convergence rate. It is surprised to find that the
superconvergence proved above is exactly similar to the phenomenon of Chebyshev
interpolation, which is referred to as the third of the six myths by Trefethen in [40,
Myth 3].

For aperiodic functions, Fourier transform plays an important role in spectrum
analysis and signal reconstruction. The truncated Fourier integral can be represented
by

M 00 00
fx) = L/ e"www/ fe ™ = L/ f(x —1)Dy(t)dt,
2 -M —00 2w —00

2sin (Mt)

; is the M-kernel of Fourier Transform. Since

where Dy (1) =

1 o0
fo =5 / £ Dy (1)t
T J-c0

one has a similar pointwise error formula as (2.3)

E)&(X) =f(x) - fx) = %/w w sin (Mt)dt.

Hence, the similar explorations completed in previous sections can be developed for
Fourier Transforms.
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