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Abstract We study the energy per particle of a one-dimensional ferromagnetic/antife-
rromagnetic frustrated spin chain with nearest and next-to-nearest interactions close
to the helimagnet/ferromagnet transition point as the number of particles diverges. We
rigorously prove the emergence of chiral ground states, and we compute, by perform-
ing the ['-limits of proper renormalizations and scalings, the energy for a chirality
transition.
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1 Introduction

Low-dimensional magnets have attracted the attention of the scientific community
in the last years (see Diep 2005 and the references therein). Among them, edge-
sharing chains of cuprates provide a natural example of frustrated lattice systems, the
frustration resulting from the competition between ferromagnetic (F) nearest-neighbor
(NN) and antiferromagnetic (AF) next-nearest-neighbor (NNN) interactions. In this
paper, we study some of the multiple scale properties of these systems, focusing on a
classical spin model at zero temperature as a first step toward the understanding of its
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quantum analogue (see Dmitriev and Krivnov 2011 for a discussion about the relation
between classical and quantum models in chains of cuprates) as well as of its behavior
for small temperature, while a general analysis of the system for finite temperature
would require different techniques.

We consider a minimal energy model describing the magnetic properties of one-
dimensional frustrated magnetic systems: the so-called F-AF spin chain model. On
the one-dimensional torus [0, 1], the state of the system is described by the values of
a vectorial spin variable parameterized over the points of the set Z, = {i € Z : 1,i €
[0, 1]} where A,, is a small parameter 4, — 0 as n — co. The energy of a given state
of the system u : i € Z, > u' € S'is

Ep()=—J1 D dn(,u'™) + 00 D dn(l, ul*?), (1.1)

i€lp i€l

where Ji, J» > 0 are the NN and the NNN interaction parameters, respectively, and
(-, -) denotes the scalar product between vectors in R2. While the first term of the
energy is ferromagnetic and favors the alignment of neighboring spins, the second,
being antiferromagnetic, frustrates it as it favors antipodal next-to-nearest neighbor-
ing spins. As a result, the frustration of the system depends on the relative strength
of the ferromagnetic/antiferromagnetic constants. A more refined analysis shows that
the frustration can be actually measured in terms of « = Ji/J>. More specifically
(see Proposition 3.2 and Remark 3.3), for « > 4 the ground state of the system is
ferromagnetic, while for 0 < o < 4 it is helimagnetic (see Fig. 1). The description of
the ground states of the F—AF system for a choice of the parameters such that o >~ 4 is
the main aim of our analysis. In this case, the system is said to be close to the ferromag-
net/helimagnet transition point [examples of edge-sharing cuprates in the vicinity of
the ferromagnetic/helimagnetic transition point can be found in Drechsler et al. (2007),
while an analysis of the thermodynamic properties of such spin chains can be found
in Dmitriev and Krivnov (2011), Harada and Mikeska (1988) and Harada (1984)].

In order to study F-AF chains close to the ferromagnet/helimagnet transition point,
we need to perform a multiple scale analysis of the energy in (1.1). We start by
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Fig. 1 Ground states of the spin system for 0 < « < 4 for clockwise and counterclockwise chirality
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first scaling the functional in (1.1) by a small parameter A, (A, — 0 as n — 00).
Further dividing by J> (so that the frustration parameter is now o« = Ji/J>) and
Zp={i €Z: dyi €0, 1]}, we define E,, : {u: Zy > u' € S} - Roas

E,(u) = —a Z A, u' T Z A, w1, (1.2)

i€ly i€Zy

It turns out that the ground states of E,, can be completely characterized (see Propo-
sition 3.2 and Remark 3.3). Neighboring spins are aligned if « > 4 (ferromagnetic
order), while they form a constant angle ¢ = 4 arccos(«/4) if 0 < o < 4 (helimag-
netic order). In this last case, the two possible choices for ¢ correspond to either clock-
wise or counterclockwise spin rotations, or in other words to a positive or a negative
chirality (see Fig. 1). Such a degeneracy is known in literature as chirality symmetry.
The energy necessary to break this symmetry is, to the best of our knowledge, an open
problem. In this paper, we provide a solution to this problem in the case of a system
close to the ferromagnet/helimagnet transition point, that is, to say that we are able to
find the correct scaling to detect the symmetry breaking and to compute the asymptotic
behavior of the scaled energy describing this phenomenon as « is close to 4. Before
coming to the description of our analysis, it is worth noticing that if instead of a vector
spin parameter with continuous symmetry we consider a scalar one, i.e., u € {£1},
then the helicity symmetry translates into the periodicity of the ground states. In this
case, in Braides and Cicalese (forthcoming) it has been proved that the asymptotic
analysis of these systems can be performed without any restriction on the values of «.

To set up our problem, we let the ferromagnetic interaction parameter o depend on
n and be close to 4 from below, that is, in (1.2) we substitute @ by «, = 4(1 — §,)
for some vanishing sequence §, > 0. For such energies in Theorem 2.1, we prove
that, as a consequence of an abstract result proven in Alicandro et al. (2008), their
[-limit (with respect to the weak-x convergence in L°°) as n — 00 is a constant
functional whose value can be approached by weakly vanishing sequences u, that
may mix on a mesoscopic scale configurations having opposite chirality. Such a poor
description suggests that, in order to get further information on the ground states of
the system, we need to consider higher order I'-limits (see Anzellotti and Baldo 1993;
Anzellotti et al. 1994; Braides 2002 and Braides and Truskinovsky 2008 for more
details as well as for the general theory of development by I'-convergence). Note
that the choice of the right energy scaling which may capture the phenomena we are
interested in is not straightforward. On one hand, we look for a limit energy accounting
for O-dimensional (surface-type) discontinuities of some appropriate order parameter
related to the chirality. On the other hand, the continuous symmetry of the order
parameter u € S! adds a new difficulty: It allows for very slow variations in the angle
between neighboring spins. As a consequence, the correct scaling is not the X, scaling
(“surface’-type scaling) as it is in the case of u € {£1} as shown in Alicandro et al.
(2006) (see also Braides and Cicalese forthcoming). Similar problems regarding the
continuos symmetry of the order parameter arise already in Cicalese et al. (2009) in the
context of strain-alignment-coupled systems (also analyzed in Cesana and DeSimone
(2009) and Cesana and DeSimone (2011)) and in Alicandro and Cicalese (2009) for
NN systems in the context of XY spin models (see also Alicandro et al. 2011, 2013;
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Alicandro and Ponsiglione 2014 and Braides et al. 2013 for related Ginzburg—Landau-
type models). In (Alicandro and Cicalese, 2009, Example 1), it is explicitly proved that
the system does not undergo any phase separation that may be detected by a surface
scaling. Such an example can be straightforwardly exported in the context of frustrated
spin chains, and as a consequence, we are led to renormalize the energy of the system
and study the asymptotic behavior of a new functional H, defined as

(1.3)

for some p,, — 0 to be found. In terms of H,,, finding the energy the system spends
in a transition between two states with different chirality translates into the following
problem: depending on the scale §,

(1) find a scaling p,, and an order parameter z,, such that if sup, H,(u,) < C, then
asn — 00, z, converges to some z describing a system whose chirality may have
at most a finite number of discontinuities,

(ii) forsuchachoice of i, compute the I'-limit of H,, (with respect to the convergence
Zn — z in the previous step) and interpret the limit functional as the energy the
system spends on the scale A, u, for a finite number of chirality transitions.

The main result of this paper is contained in Theorem 4.2 that states that the right scale
to consider in order to keep track of energy concentration is An83/ 2 (corresponding
to the choice u, = 82/ 2). We prove that, within this scaling, several regimes are
possible. Roughly speaking, for n large enough, we show that the spin system has a
chirality transition on a scale of order A, /+/8,. As a result, depending on the value
of lim, A,/+/8, := [ € [0, +oo] different scenarios are possible (see Fig. 2 for a
schematic picture of the transition). If [ = +oo0, chirality transitions are forbidden
(equivalently we find that the energy for a transition is infinite). If / > 0, the spin
system may have diffuse and regular macroscopic (on an order one scale) chirality
transitions whose limit energy is finite on W'-%(1) (provided some boundary conditions
are taken into account). When [ = 0, transitions on a mesoscopic scale are allowed.
In this case, the continuum limit energy is finite on BV (I) and counts the number of
jumps of the chirality of the system.

The heuristics to the estimates contained in the proof of Theorem 4.2, leading to the
correct scaling factor, are shown in the following formal computation. After explicitly
calculating min E,,, the functional H,, in (1.4) takes the form (see (4.2))

2

ui+2 _ 2ui+1 + Mi
22 ( -
)‘n

) +28,u' !

1
AOEED I
i

For a small enough %,, we may use the approximation (u/*? — 2u'*! + u') /32 ~
u” (A, (i + 1)) so that expanding the squares and substituting sums with integrals we
get

H, (1) = %/ (,\1|u”(x)|2 + 482 + 48,2 2u(x) - u”(x)) dx (1.4)
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clockwise chirality

counter-clockwise chirality

An /O =1

Fig.2 Optimal configuration of the spins of the F—AF chain in a chirality transition (above). The transition
in terms of a scalar parameter related to the chirality of the system (see section for more details)

(in passing we note that the case J; = 4J, that s, §, = 0, would lead to a straightfor-
ward scaling and to a simple continuum limit). Further integrating by parts in (1.4),
we can write

1
H, (1) = E/ (,\§|u”(x)|2 4482 — 43n,\5|u’(x)|2) dx.

Taking u = (cos(@), sin(¢)) and introducing the angular velocity & = ¢’, we have
|u'|?> = 62 and |u”|? = 6% + (6")? so that the functional H, can be rewritten in terms
of 6 as

H,(0)

1
5 / (,\‘n‘ew’(x)2 + 400" + 462 — 45nx,39(x)2) dx

%/ ( 40/ (x)% + (/\,%e(x)2 - 25n)2) dx

In terms of the scaled angular velocity z = \/ATHTQ’ we have

H,(2) = / (Aﬁanz/(x)z + 252 (ZZ - 1)2) dx

The scaling /2, 83/ ? turns the above functional into a Modica-Mortola-type one with
parameter &, := A, /+/28,, namely

Hy (2) _ 782 1> 2
T —/(8nz @+ (z - 1) ) dx,

modeling, for ¢, < 1, phase transitions in the scaled angular velocity which corre-
spond to chirality transitions.
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We think it is worth noticing that, to the best of our knowledge, this paper shows for
the first time the presence of multiple scale regimes in a chirality transition. It is our
opinion that this phenomenon is quite general and suggests that the analysis of frus-
trated discrete systems should take advantage from a rigorous variational method any
time the parameters describing frustration and scaling may compete. As a final techni-
cal remark, we would like to point out that, although our analysis is presently confined
to the one-dimensional case, it constitutes the building block of a similar analysis of
more general n-dimensional systems as the celebrated frustrated X Y-model proposed
by Villain (1977). Indeed, in such a case the I'-limit of the energy can be obtained
by estimating the energy of proper one-dimensional subsets. The detailed analysis of
these and other issues is deferred to a forthcoming paper (Cicalese et al. in preparation).

2 Notation and Preliminaries

Denoting by I = (0, 1) and by A, a vanishing sequence of positive numbers, we
define Z,(I) as the set of those points i € Z such that A,i € I. Given x € R, we
denote by [x] the integer part of x. The symbol S! stands as usual for the unit sphere
of R2. Given a vector v € R? of components vy and v, with respect to the canonical
basis, we will use the notation v = (v{|vy). Given two vectors a, b € R2, we will
denote by (a, b) their scalar product. We will denote by U, (1) the space of functions
u:i€Zy()— u' e S!and by U, (I) the subspace of those u such that

(I/tl, MO) — (M[l/)hn]7 u[l/)\n]_l)_ (21)

Given K € R™, we denote by co(K) the convex hull of K. We set Q;, = (0, k). Given
v = (v1,v2), w = (w1, ws) € S, we define the function x[v, w] : S! x ! — +1
as

x[v, w] = sign(viwz — vowy),

with the convention that sign(0) = —1.

We recall some preliminary results concerning the general theory of spin-type dis-
crete systems in the bulk scaling. The following theorem has been proved in Alicandro
et al. (2008). We state it here in a version which best fits our setting. Let K C R™ be
a bounded set. For all £ € Z, let f§ : R>" — R be a function such that

H1) f5,v) = f~5 (v, ),

(H2) forall &, £ (u, v) = 400 if (u,v) & K2,

(H3) for all &, there exists C¢ > 0 such that |f§(u, v)| < C? for all (u,v) € K2, and
D C% < o0.

Let us define the set of functions
D, (I,R™) ={u : R — R™ : u constant on A, (i + [0, 1)) for any i € Z,(I)}

and the family of functionals F, : L*°(I, R™) — (—o00, +00]
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DD mffw ut) ifu e Dy(1LR™)
Fo(u) = 16€Z;cgé (1) (2.2)
+00 otherwise,

where RE(I) ={ieZ,(I): i+&€Z,(I)}.Givenv : Z — R™ and A C R open
and bounded, we define the discrete average of v in A as

1 i
(V1,4 = mz v.

i€ZNA

Theorem 2.1 (see Alicandro et al. 2008) Let { ¢ Je satisfy hypotheses (HI)—(H3).
Then F,, T'(w % —L°°)-converges to

F(u) =/Ifhom(M(X))dx

for all u € L*®(1,co(K)), where from is given by the following homogenization
formula

fhom(z)=’}gn10kgrfw%inf > D ffee),vB+E),

§€Z peRT((0.0))

(V1,04 € Bz, p) ¢, (2.3)

whereRf(I) ={ieZNl:i+&eZnNI}

We now state (with minor variations) a result proved in Braides and Yip (2012)
regarding the discrete approximations of Modica-Mortola type energies. We say that
a function W : R — [0, 400) is a double-well potential if it is locally Lipschitz and
satisfies the following properties:

(1) W(z) =0ifand only if z € {£1},

(2) lim;— 100 W(2) = +o00,

(3) there exists Co > O such that {z : W(z) < Co} = I U I with Iy, I, intervals on
which W is convex.

Lete,, n, be two sequences of positive numbers such thatlim, €, = 0,lim, €,/n, = 1
and lim, A, /€, = 0 and let G, : LY(I) = [0, +00] be defined as

Wit i
€ A\ ——
Gu(w) = 1" Z ’ ( x

2

1 .
+ — AW if D,(I,R
) gy 2P e DR

n

+00 otherwise,
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with W a double-well potential. The following I"-convergence result holds.

Theorem 2.2 Let G, : LY(I) — [0, +00] be as in (2.4), then, with respect to the
LY(D convergence,

Cw#(Sw)N 1) ifue BV, {£l})

R (2.5)
+00 otherwise in L' (1),

I-1im G, (u) = [

where Cy =2 fjll VW (s) ds.

Proof The proof follows by Theorem 2.1 in Braides and Yip (2012) once we observe
that for all u,, such that sup,, G, (u,) < C we have

1 1

Mn €n

; —€

> W) < C 1n = &l
. €
1

n

so that

i+1 _ i\

1 .
Gu(uy) =€, Z)\n (M)\—) + E_ Z)\nW(ul) +o(1).

Remark 2.3 In the explicit case, W(s) = (1 — 52)? the constant cyy = %.

3 The Energy Model: The Bulk Scaling

In this section, we introduce the F-AF model of a frustrated ferromagnetic spin chain
and prove a first result concerning the I"-limit of its bulk scaling.

Let I = (0, 1) and let us consider a pairwise-interacting discrete system on the
lattice Z, (I) whose state variable is denoted by u : Z,(I) — S'. Such a system is
driven by an energy E, : U,(I) — (—00, +00) given by

[1/2n]-2 [1/An]-2
Exu)=—J1 > d@ u™+n DT e ut),
i=0 i=0

for some nonnegative constants Ji, J>. In what follows, without loss of generality, with
a slight abuse of notation we refer to E, as to E,/J>. As aresult, setting ¢ = J1/J2,
we consider the family of energies

[1/hn]-2 [1/hn]-2
Enu)=—a Y @ )+ DT el ut. (3.1)
(=0 (=0

Moreover, we will consider the case o € (0, 4]; the case « > 4 will be shortly
discussed in Remark 3.3.
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Since we are not interested to the possible formation of boundary layers, we fix periodic
boundary conditions on the system as in (2.1), that is, we take u € U,,(I).

Remark 3.1 The periodic boundary conditions in (2.1) are an alternative to the com-
putation of the I'-limit of E,, with respect to a local convergence.

As usual in the analysis of discrete systems, we may embed the family of functionals
on a common functional space, extending E, to some Lebesgue space. To this end, we
associate to any u € U, (I) a piecewise-constant interpolation belonging to the class

Co(1, Y :={u € Up(I) : u(x) = u(rni) ifx € ky(i +[0,1)), i € Z,(I)}. (3.2)

As a consequence, we may see the family of energies E, as defined on a subset of
L%°(I, ') and consider their extension on L% (I, S'). With an abuse of notation,
we do not introduce a new symbol for these functionals and set E,, : L®(I, S') —
(—00, +0o0] as

[1/An]-2 [1/An]-2
e ZO An (!, 'ty + Z(; Al u' ™) ifu e Cy(1, S
1= 1=
+00 otherwise.
3.3)
We now define the functional H, : L°°(I, ') — (—o0, +00] as
[1/2n]-2
! D 't - %t il ity e c (1, sh
Hyw) =12 & " 2 e (3.4
1=
+o00 otherwise.
Since |ui | = 1foralli € Z,, thanks to (2.1), the energy in (3.3) can be rewritten, in
terms of H,, as
aZ
En(u) = Hy(u) — (1 + ?) (1 = cnin), (3.5)
forc, = i — [)\in] + 1 €[1,2), so that
[1/An]-2
D h == k). (3.6)
=0

Equality (3.5) suggests that in order to study the asymptotic properties of E, we can
equivalently study the nonnegative functional H,,.
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3.1 Ground States of H,

In this section, we characterize the global minimizers of E, and we give upper and
lower bounds on its I'-limit as n — oo for different values of «. As a corollary we
show that in the case o = 4, the continuum limit is indeed trivial.

Proposition 3.2 Let E, : LI, S') — (—o0, +00] be the functional in (3.1) and
0<J; <4. Then

2

min  E,(u) = — (1 + “—) (1= cohy). (3.7)
uelL>(1,81) 8

Furthermore, a minimizer u, of E, over L°°(l, Sl) satisfies

2

Gl uithy = % and (i, ui*?) = % —1 (3.8)

foralli =0,...,[1/A,] —2.

Proof Let H, be defined as in (3.4). Since H, > 0, by (3.5) we deduce E, (u) >
— (1 + %) (1—cphry) forallu € L1, S'). Now, fix ¢ € [—%, F1sothatcos(p) =
%. Then, we construct u,, € C,, (1, Sl) by setting, forall i =0, ..., [1/A,],

u', = (cos(gi)| sin(pi)).
By the trigonometric identities, we get

i+l _ % it

ufq + uffz = 2cos(p)u, >l

for all i 0,...,[1/A,] — 2. This implies H,(u,) = 0 and thus E,(u,)
- (1 +e ) (1 — ¢yhy) and (3.7) follows.

Consider now a minimizer u, of E, over L*°(I, S 1). By definition of E,,, we have
that u, € C,(I, S'). By (3.7), it must be H,,(u,) = 0, which in turn implies

%5 1l

. 2 .
ultlh = a(uil + uifz) 3.9

n

foralli =0,...,[1/A,] — 2. Since u, takes values on the unit sphere, by taking the
modulus squared in (3.9) we further get that

4 . 8 o
1= a—2|u; +uit?? = Ea + (), ul™?),
so that

@ Springer



J Nonlinear Sci (2015) 25:291-313 301

2
@, ui*?) = % ~ 1

By this and (3.9), we also get

1 2 2
(1, 10,7) = =ty + 0,7 = =1y, 0,7) = 7,
as required. O

Remark 3.3 Note that the case o > 4 is trivial. In fact, the ground states are all
ferromagnetic, that is, u,, = u foralli =0, ..., [1/A,] and for some u € S!. Indeed

in this case, set E,(f‘:4) the energy in (3.3) for « = 4, we have that, for all u € U, (I

[1/hn]-2 [1/hy]-2
Enu)=—a >l u T+ D a u't?) (3.10)
=0 =0
[1/hy]-2
= E“Yw) — (@ —4) Z A, u'th). (3.11)
i=0

By the previous proposition, E,(,a:4) is minimized on uniform states, which trivially

also holds true for the second term in the above sum. In particular, the minimal value
can be straightforwardly computed:

min E, ) = — (@ — 1) (1 — cphn).

3.2 Zero Order Estimates

The following theorem is the main result of this section.

Theorem 3.4 Let E, : L°(I, S") — (—o0, +00] be the functional in (3.1). Then
I'-lim, E, (1) with respect to the weak-+ convergence in L°°(I) is given by

f, Jhom(u(x)) dx if ju| <1,

3.12
400 otherwise in L°°(1, ]RZ), ( )

E() = [

where the convex function fhom : B1 — R is given by the following asymptotic
homogenization formula:

k=2 k—2
1 o A —
fhom(2):= lim_ lim kinf[—a Z(;(v',u’+1>+z(;<vavl+2>, W00 € B@ Y-
1= 1=

(3.13)

Furthermore

(i) if o = 4, then from(z) = —(a — 1),
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(ii) if 0 < o < 4, then the following estimate holds:

(@ —4)?
8

2 Y
|Z|2 < fhom(2) + (1 + Ol_) < %

3 z]. (3.14)

Moreover, there exists h : [0, 1] — R convex and monotone non-decreasing such

that fhom(z) = h(|z|). 2
(iii) if 0 < & < 4, we have that min E(u) = E(0) = —(1 — %).

Proof The formula in (3.13) follows applying Theorem 2.1 in the special case

—5(u,v) if[§] =1,
vy = 1w iflg =2, (3.15)
0 otherwise

and K = S'. To prove (i), we notice that, as observed in Remark 3.3, E}, is minimized
by constant S I_valued functions and its minimum is —(a — 1)(1 — ¢,A,). Since E,
I"-converges to E given by (3.12), we have that

fhom(2) > —(a — 1), Vze B, (3.16)
from(2) = —(@ — 1), Vze S (3.17)

By the convexity of fhom, (i) follows.
We divide the proof of (ii) into the lower bound and the upper bound estimates.

Lower bound: Let u, € C, (I, S') be such that u, — u in L®(I, R?), by (3.5) it is
left to prove that

. (@ —4)? 2
lim inf H,, (u,) > T/Iu(x)l dx. (3.18)
n I

We define the functions w,, to be piecewise constant on the cells of the lattice and such
that

(3.19)

n

i i+2
B =0, T/ -2,
0 i = [1/A]— 1.

Let us show that w, A u in L°(1,R?). Since sup, lwyllec < 1 and u, A u in
L (1, R?), it suffices to show that, for all (a, b) CC I, it holds

b
/ (uy(x) — wy(x)) dx — 0. (3.20)

The above limit follows on observing that

[b/hn] ‘ '
<| D0 halul, —wi)| +o(l)

i=la/r]

b
/ (tn(x) — wy(x)) dx
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[b/An]

z . (u _Ml+2)

i=[a/A]
+o(1) = 4lunllocrn +o(1) — 0.

NI*—‘

We also need to define the functions i, piecewise constant on the cell of the lattice
and such that @}, := u”rl An analogous computation as the one above shows that

~ * . .
i, — uin L°°(I, R2). We now may write that

[1/3n]— 2

H, (1) =2 Z

i+2
+ Un — % i+l

> 2/ [ () — 22 (0 dx + (1),
1

(3.21)
By the weak lower semicontinuity of the L? norm, we deduce (3.18).

Upper bound: We first prove that fjom(0) = —(1 — %). Using the already proved
lower bound in (ii), it is left to show that fjom(0) < —(1 — “—82). To this end, we
construct the sequence of piecewise-constant functions u, on the cells of the lattice
such that uﬁl = (cos @i, sin ¢i). It holds that u, A 0 and, moreover, as shown in
Proposition 3.2 E,, (u,,) = (1 — cypry)(—1 — %). As a result

2
rom (0) = / from(0) dx < liminf E, (u,) = —1 — ‘% (3.22)
I n

We now prove the upper bound for z € S'. Let us consider a constant sequence u,, = z.
Using formula (3.3) and (3.5), we have that

En(un) = (1 — cor) [ —1 (=47
n(up) = (1 —cy n)( —§+T).

Arguing as before, it follows that, for all z € st, Jhom(2) + (1 + %) < %.

Now for all z € B! the upper bound follows by the convexity of fhom.

Finally, by the definition of fjop, it follows that for all z € B! fhom (R2) = fhom (2)
forall R € SO(2). As a consequence of this and (Rockafellar, 1970, Corollary 12.3.1
and Example below), we also get that fhom(z) = h(|z|) for some & : [0,1] — R
convex and monotone non-decreasing. Eventually (iii) follows by (ii). O

Remark 3.5 We notice that 0 is the unique minimizer of fyom, in all the cases when
the I"-limit is non-trivial, that is, for 0 < « < 4.

4 Renormalization of the Energy Close to the Ferromagnetic State and
Chirality Transitions

In this section, motivated by the study of spin systems close to the helimag-
net/ferromagnet transition point, we let the ferromagnetic interaction parameter o
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be scale dependent and approach the transition value 4 from below. Namely we set
o = a, = 4(1 — §,) for some 6, > 0, §, — 0. We then perform a renormal-
ization of the energy E, and introduce a new functional whose asymptotic behav-
ior will better describe the ground states of the system. More precisely we define

EM LI, R?) — (—00, 400l and H 1 L®(I, R?) — [0, +oo]as:

_ a1 /212 iitl /212 i iy 1
EM ) ::[ Al =8) D " T ha T £l W) ifu e Cu(1, ST @1

+o00 otherwise.
i 1 i+2 i+1 i2 1
5D A -2(1-3 f C,(I,S
Hy () = [22’ R 4.2)
400 otherwise.

Note that by Theorem 3.4 it holds
HY () = EM ) —min E} = EM () + 3 = 48, + 261 — cuhy)  (4.3)

Proposition 4.1 Let Efff : L1, 81 — (—o0, +00] be the functional in (4.1). Then
I'-1lim,, E, (u) with respect to the weak-x convergence in L™ is given by

=3 if|ul <1,
E) = .. 2
+o00 otherwisein L*° (I, R~).

Proof Observing that for all u € C, (1, S') it holds that
|En! () — ES™4| < 48, 4.4

the result immediately follows by Theorem 3.4 (i). O

In what follows, we will define a convenient order parameter such that the I"-limit of
a scaled version H,f s given by a functional penalizing the helimagnetic transition
around the ferromagnetic state.

We first introduce the order parameter. Given u, € C,(I, S 1), fori = 0,
1,...,[1/A,] — 1 we associate to each ui, uf1+1 the corresponding oriented central
angle 0! € [—r, ) given by

6! == x[ul, ul " arccos((u’,, ulth)). 4.5)

w! = sin (%) (4.6)

We eventually define the order parameter of our problem as

We now set

R e 4.7
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Note that, the above procedure defines T, : u, — z, which associates to any given
u, € Co(I, SH a piecewise-constant function z,, € C,, (I, R) where

Co(I,R) :={z:[0,1) — R:z(x) =2\, if x € A, {i + [0, 1)},
i=0,1,....[1/x,] — 1}

with z,, as in (4.7). We observe that if z, = T,,(u,) = T,,(v,) then u, and v, differ by
a constant rotation (possibly depending on n) so that H,? 4 (uy) = H,f ! (vy,). Therefore,

with a slight abuse of notation, we now regard H,i'f as a functional defined on z €

L'(I,R) by
hf ) ~
HY () — ’Hn W), ifze Cy(I,R) “5)

400 otherwise.

Note that in the definition above, u is any function such that 7,,u = z. As aconsequence,
it will be natural to state the I"-convergence theorem considering the convergence with
respect to the order parameter z.

Theorem 4.2 Let H,f’f - LY(I,R) = [0, +00] be the functional in (4.8). Assume
that there exists | = limy Ay /(28,)"/2. Then H' (2) = T-1lim, H" (2)/(v2082'%)

with respect to the L' (I) convergence is given by one of the following formulas:

(i) ifl =0

8 .
~ SH(S fze BV, {£l
Hh.f(z);=[3 (SG) ifz € BV (1)), o
400 otherwise.
(it) if I € (0, +00)
HY () = FLEE) = D +1 [0 dx ifz e Wiop, (D), “10)
+ otherwise,
where we have set W\]p’ezrl(l) = {z € WIA(D), s5.t. |2(0)] = |z(1)]).
(iii) if] = +00
H" () = ’0 o = const, @.11)
400 otherwise.

In the following proposition, we consider an equibounded sequence of spins and
obtain a first bound on the scalar product between neighbors.

Proposition 4.3 Let ,, — 0 and let u,, be such that

sup Hy (un) < Chypin, (4.12)
n
then for all i we have that
o it (2 , 1\ 112
Z_(un’u" )‘S C ;4‘5 Mn 4.13)
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Proof Since for all i we have that

. o .
ul+2 _ _ul+1 +u

2>(ui_gui+1‘_1)2
2 - 2 ’

by (4.12) and the definition of H,,, we have that

2
S | 1) = o

which implies that, for all i,

. . 2
()u’ - %u’“‘ - 1) < Cuy.

As a result, we have that

. 2 2 2
(jor =5t 1) < e+ 5)

By an explicit computation, we finally get (4.13). O

Proof of Theorem 4.2 'We prove the theorem only in cases (i) and (ii); since the proof
of (iii) involves only minor changes of the arguments, we need in the other two cases.

~ hf
Let us consider a sequence z, € C,(I,R) such that sup, Ii”a—gig) < C < 4o0.

hf
Equivalently there is a sequence u, € C, (I, S') satisfying sup, I? 8(3’;3) < C < +o0.
We claim that o

h 2 [/
il ) V28 ”Z (G )2_1)
«/5)\,153/2 I

2

[(1/2n]~ 2l i
fl/z(l Yn) Z ( ) (4.14)

for some y,, — 0. Associating to each u/, the angles 6! and the functions w!, introduced
in (4.6), by means of the trigonometric identity 1 — cos(2x) = 2 sin?(x) we can write
that

o 9!’
1— @l ul™) =1—cos(8) = 2sin’ (2)_2( i)?

1— G, uit?) =1 — cos(@iF! + 6}).
3
By Proposition 4.3 with u, = §;, there exists a constant C’ such that
. . 3
1— @, uth <C's), (4.15)
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so that in particular 6 — 0.
Introducing the function w, and the angles 6,, by(3.6) and (4.3) we may rewrite
H,ilf (uy) as follows

[1/An]-2 [1/An]-2
HY ) =40 =8 D a1 = @™ = D7 a1 = @, ult?)
i=0 i=0
+282(1 — cphn)
[1/xn]-2 [1/An]-2
=8(1=8) > M@)?— D k(1 —cos@® +6))
i=0 i=0

+282(1 = cpin).

We further point out the following identities:

d(wl)? —sin®(01) = 4(wi)?,

[1/An]-2 [1/2n]-2
2> dnsin®(0)) =D An(sin®(8)) + sin®(011).
i=0 i=0

The first one comes from the trigonometric identity 4 sin®(x) — sin®(2x) = 4 sin*(x),
while the second follows from the boundary condition (2.1). Moreover, the following
limit holds true

sin?(x) + sin?(y) — (1 — cos(x + y)) _

m : . >
(x.)=>(0.0) (sin(x/2) — sin(y/2))
x#y

2 (4.16)

upon observing that
sinz(x) + sinz(y) — (1 —cos(x +y)) = (sin(x) — sin(y))2 — (1 —cos(x — y)).

We can therefore continue estimate H,? 4 (uy) as

[1/)L71]_2 [1/)‘)1]_2
HY )= > daBwl)? —2sin?(0) =86, D hn(w))?
i=0 i=0
[1/2,]-2 [1/An]-2
+2 D7 dusin?@) — D (1 —cos@ +60))
i=0 i=0
+28y21(1 — Cphn)

[1/2n]-2

. . 52
=8 > ((wip“—an(wg)%f)
i=0
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[1/An]-2
+ > (sinz(e,gﬂ) + sinz(e,",))
i=0

[1/h]-2
— D (1 —cos@it +6)))

i=0
[1/An]-2 [1/hn]-2

. 5.\ 2 . .
>8 > (<w;,)2_?") F200—y) D dawitt —wh)?,
i=0 =0

for some y, — 0. The last inequality is a consequence of (4.16) once we recall that,
by (4.15), 6, — 0 uniformly. In terms of z,,, the inequality in (4.16) becomes:

\ (/312 ' ) /ml=2 '
Hi ) 2287 D7 (@2 =1) 4+ A =yds D dah =2
i=0 =0

The claim (4.14) is proved on dividing by ﬁkn&%/ 2,

The claim implies the liminf inequality both in case (i) and (i7). In case (i), it is
obtained applying Theorem 2.2 and Remark 2.3. For what concerns (ii), it suffices
to observe that piecewise affine interpolations of the seguence Z, associated with an
equibounded u,, are, in this case, weakly compact in Wliv’erl (1) so that the lower bound
follows by standard lower semicontinuity.

In order to prove the limsup inequality, we separately discuss cases (i) and (ii).
Case(i). By the locality of the construction, it suffices to exhibit a recovery sequence
for z = —x(0,1/21 + X(1/2,1)- As itis well known (see for example Modica and Mortola
1977; Modica 1987), zmin () = tanh(z) is the solution of the following problem

+00
min [/ () + @0)?> =P dt,z€e WHA(R), z(oo) = 1} = m

—0o0
4.17)
and, by a direct computation, the above minimum is m = %. For all ¢ > 0, there exists
R, > 0 such that

max{ sup  |zZmin(®) + 1], sup  |zmin(t) — 1|} =e¢

te(—o00,—Ry) te(Rg,+00)

e 2 2 2
/ (@i )? + Gmin(? — 1) <m + ¢ 4.18)
—R,

Let us define 7, : R — R as the odd C! function such that

Zmin(?) if2 € [0, R¢],
ze(1) == 1 pe(t) ift € (Re, Re + ¢),
1 ift € (R + €, +00),
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R: R:+¢

Fig. 3 In black the function tanh(z). In red the function z¢(¢) in the limsup construction (Color figure
online)

where p; is a suitable third-order interpolating polynomial that we may choose such
that || pL.|lo < 2 (Fig. 3). Note that, by the definition of z, and by the properties (4.18)
above, we have that there exists C > 0 such that

+00
/ (L)% + (ze()> = 1)?) dt < m + Ce. (4.19)

Letz, . € C'n (1, R) be defined as follows

Zh =12 ( V2o (/\ni - l)) . (4.20)

An 2

We have that z, . — z in LY(I) asn — +oo. If we set

iy = |:i (l-i- A (Rg+8)):| +1 and i = |:i (1— A (Rs+8))],
wm\2 /28, wm\2 28,

iz,s' =

then |z 1 foralli > iy ori <i_.We now put w,’;’a = ,/37” I so that in

Zn)gy

particular for all i it holds that |w£l’ ol = 87" We can therefore define the angles

i
Phe=2 Z arcsin(w; ;).
Jj=0
Let us observe that sign(go,’;;l - (pf,’s) = sign(wil) and that (p,llﬂs - (p,(l)’,s = (p,[zl,é)"”] -
(p,[,fé’\”]_l. As a consequence, upon defining ul, , = (cos(@n¢)'| sin(g}, ,)), we have
that u, € U, (I) and that T, (Un,e) = Zn,e- Using again the limit (4.16) and repeating
the computation as in the proof of the lower bound, we obtain the existence of a

sequence 71, — 0 such that
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h 1/2 [1/2,1-2
an(un,s) \/_8 21 i 2 2
32 = 2 ((Zn,e) - 1)
\/E)\n(sn An i=0

. [1/3,] 7t g 2
f 1/2(1+’7n)z An (x—“) (4.21)
n

i=0

Define now the piecewise-constant functions z} , (s) via

Zitl
8”
0

otherwise.

(i+1)_%)), i=0,...,[1/A,]-2

Notice that by construction z;’n(s) = 0 when |s| > R, 4+ ¢ + 2),. Since each of
1/2
the intervals [f S (i — 1), Y2 (i 4 1) — %)) has length v/28,'> — 0, and

since z,, is uniformly continuous in R, we get that |zg () — Z.(s)| = 0 uniformly

with respect to s € R. Being zi,n (s) = 0 outside a compact set independent of n, this
implies

+00

+00
lim (2L, (s)*ds = / (z(5))* ds.

n——+00 —o0

On the other hand, by a direct computation, we get that

N [1/An]-2 Zi+l i \? [1/3]-2 s A\
n n,e n,e n,e n.e
\/ET}I”(HW.Z An (T) —(1+77n)zo V25, ( a5 )

fsl/z .
< (+m) / ”]/2 (28, (5D ds < (1 + ) / (2}, () ds

so that

Vel N e
1 1 —— ) < ! ds. 4.22
map e 3w 2 ) < [ Cderes. @

To estimate the other term, we proceed in a similar way. We define the piecewise-
constant functions Z ,(s) via

. 12 12
. 7, ifse [ﬁksnf(kn,'_%), @M(kn(iJrl)—%)), i=0, ..., [1/An]—2
Zs,n(s):= ’ " "

0 otherwise.
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Notice that by construction 28,,,(s)2 = 1 when |s| > R, + & + 2X,. Since each of

172 12
the intervals [%(Ani — %), ‘/%\i" A +1)— %)) has length \/58,1,/2 — 0, and

since z; is uniformly continuous in R, we get that |Z ,(s) — ze(s)| — O uniformly
with respect to s € R. Being Z¢,(s)> = 1 outside a compact set independent of n;
this implies

+o00 +00
lim (Zen(s)? — 1) ds :/ (ze(5)% — 1)% ds.

n—>+00 J_ —0

On the other hand, since by construction

V28 1 .
Zs,n( ! (t - —) =2, & t €[Ani, 1y + 1))

An 2

via the change of variables 1 — % A—"l/zs we have

T
- i
[ Genr =12 ds = [ Gt = 125
—© 2hn

2 2
\/55:1/2 v \/_81/2 !
= Ze,n — (- _) dr
)‘n 0 )hn

«/—51/2 [1/2n]—

Z An ((z“) —1)

so that
1/2 [1/kn]=2 _ 2 +00
limsup 22— > (@2 1) = / (ze()? = DPds.  (4.23)
n——+00 )\n i=0 ’ —00

Combining (4.21), (4.22), and (4.23), we obtain

lim sup \/_Aia’;jz) 5/_ (L) + (2> = ) dt < m + Ce.

This gives the required upper bound by arbitrariness of €. B
Case (ii). We argue by density. Let us consider z € W‘lp’ezr| (I)NC*®(I). We define

20ui) ifi=1,2,...,[i]—l,

() ifi= [%] (4.24)

i, =
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Note that, by taking the piecewise affine interpolation of such a z,,, we have that

2

\/58,11/2 [l/)hn]_z ) 2 )\’n [l/)‘n]_z Zi+1 _ Zi
lim [ Y200 A(@f—g4_——4pw) x(l-l)
P\ 2 e ) et e (U

= H" ().

To conclude, we construct u,, as in the proof of (i) and observe that (4.21) still holds
true. O
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